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HEERM (%) FNES 11A 31™A 61™A 1 3FEEL S5EE1L RIESEL
BC-HKD 2.66 1.82 4.26 2.90 6.22 3.79 - -1.47
BEEA 3.09 1.40 3.68 3.09 7.24 -0.63 1.22
FERRRM (%) 2019 2020 2021 2022 2023
BC-HKD - - -4.14 -15.23 5.71
BELM - -0.04 -11.19 7.44
3-F REEEIER BC-HKD SEEHE 5F NREHEIET BC-HKD SEEHE
iR 6.83% 6.12% KIS - ~
iR -1.03 0.63 EHLE - -
EBERIRE 1.72% - BERRE - -
SEI= -1.84 - [EAK= - -
EEWEET R HEHE SEZEHE Xt
BefE (FaEils) 320 1,173

BRBANEE 6.21% 5.32% 0.89%
B 6.30% 5.32% 0.98%
F9EIHA 7.17 6.93 0.24
FHERITR BBB+/BBB A-/BBB+

RITANHE 192 390

ERERST (%) 2 SEEE X FEAR 9% (HEUREA

AAA - 1.24 124 HA) e SEEHE LERS
AA 4.47 14.95 1048  0-2% 0.36 0.33 0.03
A 24.19 36.22 12,03 25% 0.89 1.10 -0.21
BBB 51.43 41.18 1025  5-10% 1.63 1.26 0.3/
BB 10.26 2.36 791 10+ 2.51 2.26 0.25
B 277 0.56 221 Bt 5.39 4.96 0.43
cce 1.63 0.87 0.76

cc 0.88 0.05 0.82

D 0.44 0.44

SRR 3.29 2.58 0.71

ns 0.64 0.64
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BM5% (%) 2 BEEH bS]
ESS 99.75 100.00 -0.25
FERERER 1.31 ~ 1.31
& 1.09 - 1.09
EIESL 0.94 - 0.94
SHRTT 0.09 - 0.09
AT 0.02 ~ 0.02
BRIT 0.00 - 0.00
HE 0.00 - 0.00
BT -0.02 - 0.02
ERAR -0.43 ~ 043
Hixm -2.76 -- -2.76
ERHXEE (%)
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T 7R (%) HE SERAH Lizhsy
RIT 16.43 9.67 6.75
BURF 11.41 24.85 -13.44
SEEm, B 11.04 8.17 2.87
LTSRS 8.74 8.41 0.34
BEIR 8.63 9.58 -0.95
BIE 7.21 6.79 0.42
N=ES) 5.78 7.31 -1.653
T 5.70 451 1.19
HAk 5.31 3.76 1.56
1RBE 4.43 1.58 2.85
HApTW 14.67 15.36 -0.69
e 0.64 - 0.64
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+X#EHe ELE (%)
BANK OF CHINA 5.000 13/11/24 2.00
AAC TECHNOLOGIES 3.000 27/11/24 1.73
CHINA CONST BANK 2.450 24/06/30 1.36
PHILIPPINES(REP) 4.200 29/03/47 1.34
DBS GROUP HLDGS 3.300 1.30
TSMC GLOBAL LTD 1.250 23/04/26 1.29
ICBC LTD 4.875 21/09/25 1.23
INDONESIA (REP) 3.700 30/10/49 1.19
POSCO 4.375 04/08/25 1.17
HUARONG FIN 2019 3.250 13/11/24 1.156
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Markit, HEXBHM AT = A HIRRHE T E X BIEEm L, TEMESOR N MEsRIRE X
IR LFTIRIS B RAF B AEMBIR S RIRIE. TIEREANM, Markit, EEBEH M EFE
BEREEFTHMarkit iR AR AR, BRIBRIESHENER (REEESERE) REM
KAV * BRI A A L AGBSHE, MR EMEIE N MG TR TER, Markith
TIHEEH. BT EWH X KR S0BARIE X BRI A L, ERZMENRER T, Markit, H
KENMSEME =S HREREE, AEREASEZSHETRXTEEESHAFTITENAE. F
BEMEFTHEREMEL, BN F0, T SERREMEIE, SEMTHEREMSERAEMR
REMEFEEARE, TERTETEY (BEBE) WERERN, &R (8FTX) HWITH R
IE, EREHEAIE R, © 2024, Markitls#H BRA B MINATHE,
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TR SHET IR BYEE, BB, REEW, TEMREEFTIALSEZHIER, @A, TR
HABIERTAIRE R ERIKIE,

A RIR AR ER R, A XTI A BRI B A S RO 0 EARIRER B AR, WS ROR 43!
TR, M FREZ BN AIE N ERERMAMEBITBH, AXFHIHEH, BERHAEN E
LI E B MM L SIA TR R, ASCHRTETATON, sk AR AERAA S, BIFFRTM
FRRRIE, LERRERER (F8) BRAR (DLEMREREE]) N, itk Bink
BRI AR (A 3R F, AR R I B E MR R EEAEMAE I ENER, R
i, TEHRKBER, CERKEEEERRIE., BRIREBAENZERRIERE. E304E
RTEM, BAWH N, TENUSEHFTRFJE ORI, BSRHEE XHUERDETHRR,
SIENFEE R, EXHFHRFDILESEPRESZERER S, MX © HSBC Asset Management
(Hong Kong) Limited CCERIRKBEER (F%) ARAR) 2021, MAXFTH . A HEHSBC
Asset Management (Hong Kong) Limited CCEHRKKZRER (F5) ARLA) Flk.
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