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EE&RU (%) ENES 1A 31A 61A 14 3FEFE(L S5EF(L BRIESEL
BM3H-AUD -0.43 -0.43 6.98 2.21 0.62 -6.12 - -3.27
FEEREN (%) 2019 2020 2021 2022 2023
BM3H-AUD - - -4.86 -16.04 3.95
3-F N EET BM3H-AUD SEEHE 5BFE KNKEESET BM3H-AUD SEEHE
RIE 6.65% - IR - -
BHHE 1.21 ~  EEEER - -
B E U =& SEEM =R
FeHE (raiEills) 301 1,238 -
SRAE IR 5.87% 5.53% 0.35%
BBl ers 5.96% 5.53% 0.43%
FEIERE 7.63 6.86 0.77
FAE TR BBB-+/BBB A-/BBB+

RITAHE 179 414

ERFREH (%) & SEEE X HHABESE HIREFEA

AAA - 1.18 118 H) & SEEE Haxs
AA 6.60 14.55 795 0-2% 0.34 0.32 0.03
A 28.49 32.71 422  2-5%F 1.07 1.08 -0.01
BBB 49.94 4521 473  5-10%F 1.31 1.34 -0.03
BB 10.15 2.08 go7 10+ 246 218 0.28
B 1.90 0.47 1.43 Bt 5.19 4.92 0.27
cce 1.21 0.87 0.34

cc 0.08 -0.08

c 0.00 0.00

BT 1.58 2.84 -1.26

M 0.13 0.13
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B2 (%) HE SERHE 2R
ESS 97.08 100.00 -2.92
FE’E 0.90 0.90
BE 0.78 0.78
B 0.39 0.39
FNESLE 0.27 0.27
Hit 0.26 0.26
HEARM 0.26 0.26
R 0.02 0.02
o 0.02 0.02
EEART 0.02 0.02
Hihsz 0.01 0.01
ERAMXEE (%)
- 35.89
wex [ -
3.29
EDE 13.70
EE
ENE
EEFITEX
E[=Ea=3
=i
TN
RIHFRNTEIX
BiSitX
Hitit X
m He = SEHE
TSR (%) g2 SEEHE LizhS]
RIT 16.33 9.66 6.66
BEIR 12.18 10.42 1.76
BT 10.93 24.28 -13.36
JHEEZE, B 9.56 6.81 2.75
BE 9.09 6.99 2.10
% & BRS 8.57 8.39 0.18
it 7.43 3.95 3.48
NN 5.18 7.70 -2.52
T 4.36 5.14 -0.78
SHERZE, JEEHR 4.22 2.81 1.41
HebsTl 12.04 13.86 -1.82
me 0.13 - 0.13
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+X#EHe ELE (%)
ZHONGSHENG 3.000 13/01/26 2.06
BANK OF CHINA 5.000 13/11/24 1.82
PHILIPPINES(REP) 4.200 29/03/47 1.49
CHINA CONST BANK 2.450 24/06/30 1.46
DBS GROUP HLDGS 3.300 1.41
TSMC GLOBAL LTD 1.250 23/04/26 1.39
ICBC LTD 4.875 21/09/25 1.34
INDONESIA (REP) 3.700 30/10/49 1.32
POSCO 4.375 04/08/25 1.28
INDONESIA (REP) 4.200 15/10/50 1.27
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BC-HKD BT FEF - - -
BCH-RMB BEART FERA - - -
BC-RMB BEARMT TEH - - -
BC-USD ES &R - - -
BM2-HKD BT BA 2024F1R31H 0.041900 6.72%
BM2-HKD BT BA 2023%12H29H 0.041700 6.64%
BM2-HKD BT BA 2023%11A30H 0.040300 6.59%
BM2-HKD BT BA 2023%10A31H 0.036000 6.08%
BM2-HKD BT BA 2023F8H31H 0.037000 6.00%
BM2-HKD BT BA 2023%7A31H 0.037700 6.04%
BM2-HKD BT BA 2023%6A30H 0.037200 5.90%
BM2-HKD BT BA 2023%F5H31H 0.037700 5.96%
BM2-HKD BT BA 2023F4R528H 0.038000 5.90%
BM2-HKD BT BA 2023%3A31H 0.037900 5.90%
BM2-HKD BT BA 2023%2H28H 0.038100 5.99%
BM2-RMB BEARD BA 2024F1R31H 0.042200 6.72%
BM2-RMB BEARM BA 2023%12H29H 0.042200 6.71%
BM2-RMB BEART BA 2023%11A30H 0.041400 6.75%
BM2-RMB BEARM BA 2023%10A31H 0.036900 6.04%
BM2-RMB BEARM BA 202348H31H 0.037900 6.03%
BM2-RMB BEARM BA 2023F7R31H 0.037900 6.03%
BM2-RMB BEART BA 2023%6A30H 0.037300 5.81%
BM2-RMB BEARM A 2023%5A31H 0.036800 5.82%
BM2-RMB BEARM BA 2023F4528H 0.036500 5.86%
BM2-RMB BEART BA 2023%F3A31H 0.036300 5.89%
BM2-RMB BEART BA 2023%2AR28H 0.036300 5.87%
BM2-USD ETT A 2024%1A31H 0.041800 6.72%
BM2-USD ES BA 2023%12829H 0.041700 6.64%
BM2-USD =T BA 2023%11H30H 0.040300 6.60%
BM2-USD =T BA 2023%10A31H 0.035900 6.07%
BM2-USD ETT BA 2023%8A31H 0.037000 6.03%
BM2-USD ES BA 2023F7H31H 0.037600 6.01%
BM2-USD =T BA 2023F6H30H 0.037100 5.91%
BM2-USD =T BA 2023%5A31H 0.037600 5.96%
BM2-USD ETT BA 2023%4/28H 0.037800 5.91%
BM2-USD ES BA 2023%F3A31H 0.037700 5.90%
BM2-USD =T BA 2023%F2H28H 0.037900 5.99%
BM3H-AUD BIT BA 2024%1A31H 0.034700 5.61%
BM3H-AUD BIT BA 2023%12H29H 0.034700 5.56%
BM3H-AUD BT BA 2023%11A30H 0.032400 5.34%
BM3H-AUD BT BA 2023%10A31H 0.027100 4.61%
BM3H-AUD BIT BA 2023%8A31H 0.028000 4.58%
BM3H-AUD BIT BA 2023%7A31H 0.030400 4.89%
BM3H-AUD BT BA 2023F6H30H 0.027500 4.40%
BM3H-AUD BT BA 2023F5A31H 0.026600 4.23%
BM3H-AUD BIT BA 2023%4R28H 0.028700 4.50%
BM3H-AUD BIT BA 2023%3A31H 0.028500 4.48%
BM3H-AUD BT BA 2023%F2H28H 0.028300 4.49%
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FELREE ETKRE

e BRARZERI B A BT Bid=EES [F3=Yz| BRES B)
BM3H-RMB BEARD =32 2024418318 0.024800 3.98%
BM3H-RMB BREARM 5A 2023%12H29H 0.024900 3.96%
BM3H-RMB BREARM A 20234118304 0.028700 4.71%
BM3H-RMB BEARD =R 2023 10A31H 0.030300 5.16%
BM3H-RMB BEARD =32 202348H31H 0.013500 2.18%
BM3H-RMB BEARD 5A 2023478318 0.017900 2.85%
BM3H-RMB BREARM A 20236 A30R 0.018900 3.01%
BM3H-RMB BEARD =R 2023%5831H 0.016700 2.64%
BM3H-RMB BEARD =32 2023445288 0.017700 2.76%
BM3H-RMB BEARD (=95 2023%F3A31AH 0.021300 3.34%
BM3H-RMB BREARM A 20232 A 28R 0.022600 3.57%
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