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BOCIP Asset Management Investment Funds
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STATEMENT OF NET ASSETS (UNAUDITED) F&EHRE (REHFXR)
AS AT 30TH JUNE 2020 A== =ZF X A#tH

BOCIP HK Dollar

BOCIP China Bond Fund Money Market Fund
hERATEESES PRRFETEETEES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
b b 2.2 ZE-hE b b 23 ZE-hE
AAMA +TZAM-A AAMA +ZAM—A
HKD HKD HKD HKD
BT BT BT B

ASSETS ¥E
Current assets HE&EE
Financial assets at fair value through profit or loss
BRATEEBERIIROMEERE 171,386,267 173,027,100 5,570,869 5,382,686
Amounts due from brokers fEMR 425U - - - -
Dividends receivable and interest receivable FE4f &

RIS 2,775,892 3,166,159 - -
Management fee rebate receivable &2 #iRi& e ltiR - - 1,220 1,176
Amounts receivable on subscription of units 28 &1 fE

YesroE - - - -
Restricted deposits A 175 190,985 194,992 - -
Fixed deposit T HF3 2,419,018 3,923,991 - -
Bank balances $/748 4,440,252 2,845,126 3,211,773 190,040
Other receivables and prepayments E /1 fEU I T8

B 2,543 4,512 - -

Total assets #&%& 181,214,957 183,161,880 8,783,862 5,573,902

LIABILITIES &f&
Current liabilities H&&&
Financial liabilities at fair value through profit or loss
RATEBBBRIIRNHBEE - - - -
Amounts due to brokers E{J4E 425U - - - -
Accrued expenses and other payables 28 % H K £t

JEfFIE 321,983 349,243 - -
Amounts payable on redemption of units & &7 fEff

TR - - - -
Withholding tax payable &7 1,259,432 1,285,855 - -

Capital gain tax payable f&ff &R (ER - - - -

Total liabilities A& 1,581,415 1,635,098 - -
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STATEMENT OF NET ASSETS (UNAUDITED) (continued) FEEREX (RESEK) ()

AS AT 30TH JUNE 2020 A =2 = 247X A H

EQUITY #%
Net assets Attributable to unitholders it &% &L %
BE
Units in issue ER{TEN
Class A A%
Class A - RMB Hedged Currency Class Units A~ AR
EaEapabots Rk
Class C C

Net assets value as at 30th June attributable to
unitholders X< A B FHIERIENHE AREFEER
Class A A%

Class A - RMB Hedged Currency Class Units A%~ AR
R EERI B
Class C C#

Net asset value per unit SE{IFEEE
Class A A%E
Class A - RMB Hedged Currency Class Units (in HKD)
AB- ARBEPE BRI ER (B7T)
Class A - RMB Hedged Currency Class Units (in RMB)
ABE- ARBEREREREN (ARK)
Class C C#2

NAV (including last day sub/rdm) F&E(E (BfERE—8
028,/ HEE)

BOCIP China Bond Fund

TREAFTEESES
30/6/2020 31/12/2019
i —E-nE
AAMA +=AM-A
HKD HKD
B BT
179,633,542 181,526,782

BOCIP HK Dollar
Money Market Fund

HERAETEETEES
30/6/2020 31/12/2019
i -0
AAMA +=AM-8
HKD HKD
b BT
8,783,862 5,573,902

17,388,534.8483

17,388,534.8483

780,973.8054

500,000.0000

- - 8,783,862 5,573,902
179,633,542 181,526,782 - -
- - 11.2473 11.1478

10.3306 10.4395 - -
179,633,542 181,526,782 8,783,862 5,573,902
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STATEMENT OF NET ASSETS (UNAUDITED) (continued) F&EEREX (REEK) ()

AS AT 30TH JUNE 2020 A =2 = 24X AitH

ASSETS &
Current assets HE&EE
Financial assets at fair value through profit or loss
RATEERRRIRNOMHEE
Amounts due from brokers B4 5B
Dividends receivable and interest receivable
FEMR S R FE YRS,
Management fee rebate receivable &2 #iR & fEURiR
Amounts receivable on subscription of units
REBENEWRE
Restricted deposits &% 175
Fixed deposit F i1z
Bank balances $R1T4#
Other receivables and prepayments
HEREIE R AT

Total assets £&E

LIABILITIES &1&
Current liabilities H&&&
Financial liabilities at fair value through profit or loss
RATEBBERIIRNIBERE
Amounts due to brokers &84 5E
Accrued expenses and other payables
ZEXHRAMENHRE
Amounts payable on redemption of units
& B B R
Withholding tax payable f&(fEHIT
Capital gain tax payable f&ff &R (ER

Total liabilities 28 &

BOCIP China Value Fund

BOCIP Japan Small &
Mid Cap Opp Fund

hRRFTEEEES FERFEHARP N EREBES
30/6/2020  31/12/2019 30/6/2020  31/12/2019
ZZCEE —E-hE - - 223 —Z-hE
AAMA +=A#—A AAMA +=AM—-8
HKD HKD HKD HKD
BT BT BT BT
831,114,466  1,173,069,224 28,772,716 28,167,950
- 309,000 - -
9,329,491 - 21,426 35,311
12,774 17,332,382 - -
4,742,690 1,209,366 727,871 1,312,343
2,544 4,512 - -
845,201,965  1,191,924,484 29,522,013 29,515,604
- 642 - -
1,456,181 1,925,497 3,244 3,199
3,826,917 1,557,500 - -
657,039 - 2,143 3,531
5,940,137 3,483,639 5,387 6,730
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TRRBEEEEREES

STATEMENT OF NET ASSETS (UNAUDITED) (continued) F&EEREX (RESEK) ()

AS AT 30TH JUNE 2020 A =2 = 24X At H

EQUITY #%
Net assets Attributable to unitholders
BUREEREFEE
Units in issue ER{TEN
Class A A%
Class A - RMB Hedged Currency Class Units
AB - ARBEHMER IR
Class C C

Net assets value as at 30th June attributable to
unitholders X< A B FHIBRIENHE AREFEER
Class A A%

Class A - RMB Hedged Currency Class Units
A - ARBEREHIERIER
Class C C#

Net asset value per unit SE{IFEEE
Class A A%E
Class A - RMB Hedged Currency Class Units (in HKD)
A - ARSI E BRI ER (B7T)
Class A - RMB Hedged Currency Class Units (in RMB)
A - ARBEREREREN (ARK)
Class C C#2

NAV (including last day sub/rdm) F&EE
(BES%—ANRE/HE)

BOCIP China Value Fund

FRAHTEEEES
30/6/2020 31/12/2019
—B-%E —E-nE
AAMA +=AM-A
HKD HKD
B BT
839,261,828  1,188,440,845

BOCIP Japan Small &
Mid Cap Opp Fund

RRRH AR NEERBES
30/6/2020 31/12/2019
—E-EF —Z-hE
AAMA +ZAM—A
HKD HKD
BT BT
29,516,626 29,508,874

139,175,232.0248 161,061,797.9360

322,529.4533

316,954.3579

1,511,158.1508

1,511,158.1508

836,527,595  1,185,089,173 29,516,626 29,508,874
2,734,233 3,351,672 - -
6.0106 7.3580 19.5325 19.5273
8.4775 10.5746 - -
7.7307 9.4527 - -
839,261,828  1,188,440,845 29,516,626 29,508,874
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STATEMENT OF NET ASSETS (UNAUDITED) (continued) F&EEREX (REEK) ()

AS AT 30TH JUNE 2020 A =2 = 24X AitH

ASSETS &&
Current assets HEEE
Financial assets at fair value through profit or loss
RATEREBERFIRNIBERE
Amounts due from brokers fEYET 4B
Dividends receivable and interest receivable
YIRS R R S
Management fee rebate receivable E2 &R & E IR
Amounts receivable on subscription of units
B KR
Restricted deposits G #75
Fixed deposit & Ei17 3
Bank balances 174
Other receivables and prepayments
HihRERE RENFE

Total assets £E&E

LIABILITIES &f&
Current liabilities #E & &
Financial liabilities at fair value through profit or loss
RATEBRBHIIRNHBEE
Amounts due to brokers &4 42 58
Accrued expenses and other payables
2EXHRABREMTUR
Amounts payable on redemption of units
B B R 0E
Withholding tax payable f&ff7&$1%:
Capital gain tax payable fEf4& ARLE(ER

Total liabilities #& &

BOCIP China Wealth Fund

BOCIP Flexi HKD Income Fund

FRAFTENERS FRRFBTETNHES
30/6/2020  31/12/2019 30/6/2020  31/12/2019
b S 23 ZE-hE b St 23 ZE-NF
AAMA +=AM-A ANAMA +=Af-A
HKD HKD HKD HKD
BT BT BT BT
24,491,153 27,517,407 232,198,900 227,882,076
35,676 - - -
256,301 - 2,240,884 2,392,541
1,448,959 648,986 350,287 423,511
- - 2,544 4,512
26,232,089 28,166,393 234,792,615 230,702,640
4,816 6,885 204,985 188,830
12,719 - - -
17,535 6,885 204,985 188,830
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STATEMENT OF NET ASSETS (UNAUDITED) (continued) F&EEREX (REEK) ()

AS AT 30TH JUNE 2020 A =2 = 24X AitH

EQUITY ##
Net assets Attributable to unitholders
BUREERIDFEE
Units in issue BR{TE{
Class A A%
Class A - RMB Hedged Currency Class Units
A - ARBEREHIRRIER
Class C C#

Net assets value as at 30th June attributable to
unitholders R AM B THIERIENREABEZEER
Class A A%E
Class A - RMB Hedged Currency Class Units

AB - ARBEMERERIER
Class C C##

Net asset value per unit SE{IFEEE
Class A A8
Class A - RMB Hedged Currency Class Units (in HKD)
A - ARBEPERERIEN (7T)
Class A - RMB Hedged Currency Class Units (in RMB)
AB- ARBEWEREREN (ARE)
Class C C##

NAV (including last day sub/rdm) F&E(E
(BES%—ANRE/EE)

BOCIP China Wealth Fund

RREHTENEES
30/6/2020 31/12/2019
b Sl 223 ZE-hE
AAMA +=AM-A
HKD HKD
BT BT
26,214,554 28,159,508

BOCIP Flexi HKD Income Fund

FRAFBIETNRES
30/6/2020  31/12/2019
b St 23 —Z-hE
AAMA +=A#-A
HKD HKD
BT B
234,587,630 230,513,810

2,917,114.4885

2,848,264.4260

25,066,788.9378

24,817,042.3202

3,767.9676 3,711.8357 - -
26,175,011 28,115,492 234,587,630 230,513,810
39,543 44,016 - -
8.9729 9.8711 9.3585 9.2885
10.4945 11.8584 - -
9.5701 10.6003 - -
26,214,554 28,159,508 234,587,630 230,513,810
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STATEMENT OF NET ASSETS (UNAUDITED) (continued) F&EEREK (RESEK) ()

AS AT 30TH JUNE 2020 A =2 = 24X AitH

ASSETS &&
Current assets HEEE
Financial assets at fair value through profit or loss
RATEEBERIIRNIBEE
Amounts due from brokers fEWAT4 A
Dividends receivable and interest receivable
YIRS R AR S
Management fee rebate receivable 52 &R & EUWIR
Amounts receivable on subscription of units
R ER WA
Restricted deposits A #1175
Fixed deposit & 37 3
Bank balances 174
Other receivables and prepayments
HiRRHIARERTE

Total assets £&E

LIABILITIES &f&
Current liabilities FE& &
Financial liabilities at fair value through profit or loss
RATEBRBRIIRNHBEE
Amounts due to brokers fE{T48 458
Accrued expenses and other payables
ZEXHRABENTUR
Amounts payable on redemption of units
FE [ B FE S 700B
Withholding tax payable f&ff¥&#1%
Capital gain tax payable fEf& AiE(ER

Total liabilities #& &

BOCIP China Health Care Fund

BOCIP Hong Kong Value Fund

RRRHTEREEEES RERFHEBEERS
30/6/2020  31/12/2019 30/6/2020  31/12/2019
b Sl 23 ZE-hE b St 23 —E-hE
ANAMA +=AMt-A AAMA +=Aft-A
HKD HKD HKD HKD
BT BT BT BT
4,389,963 3,184,621 7,744,210 9,491,418
45,980 - - -
4,771 - 47,887 -
75,661 68,162 168,653 201,951
4,516,375 3,252,783 7,960,750 9,693,369
48,771 30,063 - -
5,634 5,370 873 1,037
132 - 2,272 -
54,537 35,433 3,145 1,037




BOCIP Asset Management Investment Funds
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STATEMENT OF NET ASSETS (UNAUDITED) (continued) F&EEREK (RESEK) ()

AS AT 30TH JUNE 2020 A =2 = 24X AitH

EQUITY ###
Net assets Attributable to unitholders
BUREERIDFEE
Units in issue BR{TE{
Class A A%
Class A - RMB Hedged Currency Class Units
A - ARBEREHIERIER
Class C C#

Net assets value as at 30th June attributable to
unitholders R AM B THIERENREABEZEERE
Class A A8
Class A - RMB Hedged Currency Class Units

AB - ARBEMERERIE
Class C C3#

Net asset value per unit SE{IFEEE
Class A A%E
Class A - RMB Hedged Currency Class Units (in HKD)
AB- ARBEPERERIEN (B7T)
Class A - RMB Hedged Currency Class Units (in RMB)
AB- ARBEWERERIEN (ARE)
Class C C#

NAV (including last day sub/rdm) F&E(E
(BES%—ANRE/EE)

BOCIP China Health Care Fund

THRAHTEREEEES
30/6/2020 31/12/2019
b Sl 23 ZE-hE
AAMA +=AM-A
HKD HKD
BT BT
4,461,838 3,217,350

BOCIP Hong Kong Value Fund

TRRAHEEEEES
30/6/2020  31/12/2019
b St 23 —Z-hE
AAMA +=A#-A
HKD HKD
BT B
7,957,605 9,692,332

521,922.0007

503,940.5302

975,614.5626

951,735.5236

- - 2,788.7360 2,755.3398
4,461,838 3,217,350 7,932,108 9,660,019
- - 25,498 32,313

8.5489 6.3844 8.1304 10.1499

- - 9.1431 11.7275

- - 8.3378 10.4833
4,461,838 3,217,350 7,957,605 9,692,332
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STATEMENT OF NET ASSETS (UNAUDITED) (continued) F&EEREX (REEK) ()

AS AT 30TH JUNE 2020 A =2 = 24X AitH

BOCIP Hong Kong
Low Volatility Equity Fund

BOCIP Shenzhen Growth Fund

FRAABEERERRES TRFHRERES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
k- St 33 —E-NF —E-%F —B-NF
ANAME +TZAM-A ANAME +=A#-A
HKD HKD HKD HKD
B BT BT BT
ASSETS ¥E
Current assets fE&EE
Financial assets at fair value through profit or loss

BATERBIERTIRNIEEE 12,135,351 16,100,753 7,177,782 7,461,819
Amounts due from brokers & 4R 1,500 - - -
Dividends receivable and interest receivable 4 &

RIEYFIS 133,202 - - -
Management fee rebate receivable &2 &R 2 fEliiE - - - -
Amounts receivable on subscription of units 728§ £ &

¢4 990 990 - -
Restricted deposits A% 175 - - - -
Fixed deposit F i1z - - - -
Bank balances fR{7## 1,363,607 408,743 587,825 106,105
Other receivables and prepayments £t & h0E o F&

HE - - - -
Total assets #EE 13,634,650 16,510,486 7,765,607 7,567,924
LIABILITIES &f&

Current liabilities H&&&
Financial liabilities at fair value through profit or loss

RATEBBERIIRNIBERE - - - -
Amounts due to brokers &84 5E - - - -
Accrued expenses and other payables 24 % 1 K £t

FERFE 1,518 1,768 827 1,090
Amounts payable on redemption of units & & fEff

FR - - - -
Withholding tax payable &7 11,890 - - -
Capital gain tax payable fEf& AR iE(ER - - - -

Total liabilities & & 13,408 1,768 827 1,090

10
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STATEMENT OF NET ASSETS (UNAUDITED) (continued) F&EEREX (REEK) ()

AS AT 30TH JUNE 2020 A =2 = 24X AitH

BOCIP Hong Kong
Low Volatility Equity Fund

BOCIP Shenzhen Growth Fund

FREFRIERES

30/6/2020
S
AAME
HKD

b

7,764,780

31/12/2019
20
T=AM-A
HKD

B

7,566,834

FRAABEERERRES
30/6/2020 31/12/2019
k- St 33 —E-NF
AAMA +ZA#—H
HKD HKD
B BT
EQUITY /i
Net assets Attributable to unitholders it &5 %
A& 13,621,242 16,508,718
Units in issue ER{TEN
Class A A% 1,103,023.6458 1,101,718.9231
Class A - RMB Hedged Currency Class Units A~ AR
ke apabots Rk - -
Class C C - -

830,660.1911

824,788.1856

Net assets value as at 30th June attributable to
unitholders X< A B FHIBRIENHE AREFEER
Class A AA 13,621,242
Class A - RMB Hedged Currency Class Units A%~ AR
R EERI B -
Class C C# -

Net asset value per unit SE{IFEEE
Class A A%E 12.3490
Class A - RMB Hedged Currency Class Units (in HKD)
A - ARSI E BRI ER (B7T) -
Class A - RMB Hedged Currency Class Units (in RMB)
A - ARBEREREREN (ARK) -
Class C C#2 -

NAV (including last day sub/rdm) F&E(E (BERE—8
N/ EE) 13,621,242

16,508,718 7,764,780 7,566,834
14.9845 9.3477 9.1743
16,508,718 7,764,780 7,566,834

11
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STATEMENT OF NET ASSETS (UNAUDITED) (continued) F&EEREX (REEK) ()

AS AT 30TH JUNE 2020 A =2 = 24X AitH

ASSETS &
Current assets fE&E
Financial assets at fair value through profit or loss
BRATEEBERIIRNIEEE
Amounts due from brokers [EMA 418
Dividends receivable and interest receivable
PRI B R LR &
Management fee rebate receivable &2 &g fEfaik 3
Amounts receivable on subscription of units
REBEMEKFE
Restricted deposits /% #1731
Fixed deposit i1z
Bank balances {748
Other receivables and prepayments
HipEUEIE RERE

Total assets £&E

LIABILITIES &1
Current liabilities H&&&
Financial liabilities at fair value through profit or loss
BRATEEBERFIRNIBER
Amounts due to brokers E{F4E 42 5E
Accrued expenses and other payables
ZEXHRAMEMTE
Amounts payable on redemption of units
BB B AR
Withholding tax payable f&( 17
Capital gain tax payable f&ff &R (ER

Total liabilities £&&

12

BOCIP China-A Small

BOCIP Asia Quality Equity

and Mid Cap Fund Fund

FEREFHTEART N EEES FRAARENEEREES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
ZRCIEE ZE-hE ZBIEF ZE-hE
AAMA +ZAM-A AAMA +ZAM—A
HKD HKD usb usb
BT BT ES EY
21,253,964 22,122,941 2,653,693 3,186,259
- - 15,170 11,071
- - 32 33
182,427 31,207 286,764 152,266
21,436,391 22,154,148 2,955,659 3,349,629
2,326 2,335 323 426
- - 1,019 1,463
2,326 2,335 1,342 1,889
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TRRBEEEEREES

STATEMENT OF NET ASSETS (UNAUDITED) (continued) F&EEREX (REEK) ()

AS AT 30TH JUNE 2020 A =2 = 24X AitH

EQUITY #%
Net assets Attributable to unitholders
BUREEEIFEE
Units in issue ER{TEN
Class A A%
Class A - RMB Hedged Currency Class Units
AB - ARBEHMER IR
Class C C

Net assets value as at 30th June attributable to
unitholders X< A B FHIBRIENHE AREFEER
Class A A%

Class A - RMB Hedged Currency Class Units
A - ARBEREHIERIER
Class C C#

Net asset value per unit SE{IFEEE
Class A A%E
Class A - RMB Hedged Currency Class Units (in HKD)
AR - ARSI E R ER (B 7T)
Class A - RMB Hedged Currency Class Units (in RMB)
A - ARBERERERIEN (ARK)
Class C C$2

NAV (including last day sub/rdm) F&EE
(BES%—ANRE/HE)

BOCIP China-A Small

BOCIP Asia Quality Equity

and Mid Cap Fund Fund

FREFFEART N EEES FRAFBENEEREES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
ZRCIEf ZE-hE ZBIEF ZE-hE
~AMA +TZAM-H AAMA +=AM-AR
HKD HKD usb usb
BT B S ES
21,434,065 22,151,813 2,954,317 3,347,740
3,985,292.6006  3,928,478.6899 386,417.7075 378,257.2493

21,434,065 22,151,813 2,954,317 3,347,740
5.3783 5.6388 7.6454 8.8504
21,434,065 22,151,813 2,954,317 3,347,740

13
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TREAHEEEEREES

STATEMENT OF NET ASSETS (UNAUDITED) (continued) F&EEREX (REEK) ()
AS AT 30TH JUNE 2020 A== =ZF X A#tH

BOCIP USD Short
Duration Bond Fund

PREBETEFEPESES
30/6/2020 31/12/2019
—ECEF —T-hE
ANAMB +=A#M—8
usD usD
ES E
ASSETS ¥E
Current assets RE&EE
Financial assets at fair value through profit or loss
BAFEBBERYIRNTEEE 26,757,023 25,314,481
Amounts due from brokers FEUASAZ B - -
Dividends receivable and interest receivable FEUA% S 1 fE UL F S 153,622 152,916
Management fee rebate receivable &% &R i& fEU IR L - -
Amounts receivable on subscription of units 28 28 {iz i Yz 718 - -
Restricted deposits AR #1775k - -
Fixed deposit & 8773 1,001,292 1,916,831
Bank balances $R77445# 156,730 66,846
Other receivables and prepayments £t [i& Y 08 1 78 1+ 208 - -
Total assets B& & 28,068,667 27,451,074

LIABILITIES &f&

Current liabilities R & &
Financial liabilities at fair value through profit or loss

RAFEEBERIIRNMEEE - -

Amounts due to brokers f&{F 484278 - -
Accrued expenses and other payables 28 3% H & E i fiE < 2B 28,435 26,069
Amounts payable on redemption of units &[5 2 {7 & 1 78 - -
Withholding tax payable fEf} 78417 - -
Capital gain tax payable & & AIEER - -

Total liabilities & & 28,435 26,069

14
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TREAHEEEEREES

STATEMENT OF NET ASSETS (UNAUDITED) (continued) F&EEREX (REEK) ()

AS AT 30TH JUNE 2020 A =2 = 24X AitH

EQUITY #if
Net assets Attributable to unitholders £{ % & &I FEE

Units in issue ©&{TE{
Class A A#
Class A - RMB Hedged Currency Class Units
AR — ARB IR E IR RSB AL
Class C C#A

Net assets value as at 30th June attributable to unitholders
RAAMB TIERENFEARLTEEE
Class A A%
Class A - RMB Hedged Currency Class Units
AR — ARBEIREME AR B
Class C C##

Net asset value per unit 8B FEEE
Class A A8
Class A - RMB Hedged Currency Class Units (in HKD)
AfE— ARBHEREREERISEM (ET)
Class A - RMB Hedged Currency Class Units (in RMB)
AR - ARBEIPERERIEM (ARE)
Class C C##

NAV (including last day sub/rdm) J#&E(E (B iEH%E — BHRE fEE)

BOCIP USD Short
Duration Bond Fund

PERBETEFERESES
30/6/2020 31/12/2019
—BoEHF —E-hEF
AAMA +=AH—~
uUsD uUsD
ES ES
28,040,232 27,425,005

2,732,558.5154

2,691,735.9935

28,040,232 27,425,005
10.2615 10.1886
28,040,232 27,425,005

15
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TRRABEEEEREES

STATEMENT OF PROFIT OR LOSS AND OTHER
COMPREHENSIVE INCOME (UNAUDITED)

BERAMEERER (REER)

FOR THE YEAR ENDED 30TH JUNE 2020 8= —Z =24 X AMBE ILFE

INCOME A
Dividend income R EMA
Interest income on bank deposits #7727 8HA

Interest income on financial assets at fair value through
profit or loss 22 FEABBR|IREBKEEHFSMA

Management fee rebate EIEFEE

Net (losses)/gains on financial assets at fair value through

profit or loss

EATERRBRIIRNIEEENT (BE) /s
Net exchange (loss)/gains 3 (558 /Ui
Other Income EAMA

Total income/(loss) WA/ (1)

EXPENSES 3 it
Management fee &3 %
Trustee fee Z:E&
Sub-Custodian fee H3EE#
Auditors’ remuneration 1 #(AiE &
Transaction handling fee X 5EE &
Printing & publishing expenses ENFI%HI& &
Other operating expenses {4 &

Total expenses &% H

Net profit/(loss) before tax BHAIF%R/ (K8
Withholding tax A
Value-added tax $2/EF:

Profit/(loss) and total comprehensive income
BN/ (B8) RREUAEE

16

BOCIP HK Dollar

BOCIP China Bond Fund Money Market Fund

FRRFTEESES TREFETEETEES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
et 23 ZB-0E et 23 “B-NEF
~AMA TZAM-A RAMA TZAM-A
HKD HKD HKD HKD
B B BT B
38,119 149,609 452 2,876
2,953,949 6,305,498 - -
- - 6,840 13,304
(3,446,800) (3,026,300) 44,215 99,858
(283,069) (101,938) - -
(737,801) 3,326,869 51,507 116,038
(737,801) 3,326,869 51,507 116,038
902,355 1,836,857 - -
112,794 229,607 - -
31,058 60,610 - -
62,270 125,966 - -
2,181 8,409 - -
34,580 67,679 768 1,384
9,416 69,146 522 302
1,154,654 2,398,274 1,290 1,686
(1,892,455) 928,595 50,217 114,352
(785) - - -
(1,893,240) 928,595 50,217 114,352




BOCIP Asset Management Investment Funds

TRRBEEEEREES

STATEMENT OF PROFIT OR LOSS AND OTHER
COMPREHENSIVE INCOME (UNAUDITED) (continued)

ERREMEERER (REEX) (H)

FOR THE YEAR ENDED 30TH JUNE 2020 8% —Z = 24X AMHE ILFE

INCOME B\
Dividend income &M A
Interest income on bank deposits #7727 8 HA
Interest income on financial assets at fair value through
profit or loss A FEEBRRFIREKEENFISHA
Management fee rebate EE&RE

Net (losses)/gains on financial assets at fair value through

profit or loss

BATEERERIIRNIBEENT (BB) /i
Net exchange (loss)/gains [ % (F518) / iz
Other Income A

Total income/(loss) £ A/ (1)

EXPENSES 3 it;
Management fee EEZ
Trustee fee 55L%
Sub-Custodian fee H3tE#
Auditors’ remuneration #Z&EfE ¢
Transaction handling fee X 7E2E
Printing & publishing expenses Bl FIZEH
Other operating expenses Efi4EER

Total expenses &% !

Net profit/(loss) before tax B aIF#ER/ (Hi8)
Withholding tax FEMHE
Value-added tax /&7

Profit/(loss) and total comprehensive income
BN/ (B8) R2EUAEE

BOCIP Japan Small &

BOCIP China Value Fund Mid Cap Opp Fund
PEAHTEREES PERFARFNEERELS

30/6/2020 31/12/2019 30/6/2020 31/12/2019
—g-%f —2-hE - “B-0F
~AMA +ZAf-A RAMA +ZB#-A
HKD HKD HKD HKD

B B B B
17,676,445 46,709,437 263,625 511,588
7,624 107,598 3,956 7,822
(193,818,693) 100,243,662 (208,462) 5,319,901
(800) (22,382) 2,613 (2,959)
(176,135,424) 147,038,315 61,732 5,836,352
(176,135,424) 147,038,315 61,732 5,836,352
8,639,538 22,075,665 - -
471,492 1,178,116 16,834 32,435
82,378 261,718 3,180 7,995
25,758 49,800 - -
492,884 1,365,878 2,533 29,306
173,835 386,924 3,843 5,940
13,980 25,129 1,228 1,037
9,899,865 25,343,230 27,618 76,713
(186,035,289) 121,695,085 34,114 5,759,639
(1,473,659) (4,045,181) (26,362) (51,159)
(187,508,948) 117,649,904 7,752 5,708,480
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BOCIP Asset Management Investment Funds

TRRBEEEEREES

STATEMENT OF PROFIT OR LOSS AND OTHER
COMPREHENSIVE INCOME (UNAUDITED) (continued)
RuEkEM2ERER CREER) ()

FOR THE YEAR ENDED 30TH JUNE 2020 8= —Z =24 X AMHE ILFE

BOCIP China Wealth Fund BOCIP Flexi HKD Income Fund
TERFTEHEES FEREETBETURES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
st 23 “2-hE -B-%f “E-nE
~AMA TZAM-A RAMA TZAM-A
HKD HKD HKD HKD
B B BT B
INCOME A
Dividend income it 84 421,480 640,702 - -
Interest income on bank deposits /777515 S 2,937 6,763 5,441 37,823
Interest income on financial assets at fair value through
profit or loss 22 T EEBRRFIRMHHEENFISHA - - 3,627,290 6,244,245
Management fee rebate EIEEiEE - - - -
Net (losses)/gains on financial assets at fair value through
profit or loss
EATEEBBRIIRNIKEENT (BB) k& (2,185,670) 6,095,408 1,567,475 758,838
Net exchange (loss)/gains 3 (558 /Uiz (3,119) (71,774) (1,518) (4,402)
Other Income E#MA - - - -
(1,764,372) 6,671,099 5,198,688 7,036,504
Total income/ (loss) £ A/ (£ (1,764,372) 6,671,099 5,198,688 7,036,504
EXPENSES X it
Management fee E1EE - - 864,784 1,714,177
Trustee fee £3% 16,347 31,209 140,168 278,557
Sub-Custodian fee P EE 2,094 5,059 38,078 97,189
Auditors’ remuneration Z &0 4 - - 25,758 49,800
Transaction handling fee X 7EE& 104,668 227,412 8,227 24,424
Printing & publishing expenses EIf| & FIEEFA 3,703 5,491 41,356 78,344
Other operating expenses £t £ &5 1,889 2,643 6,497 8,669
Total expenses &% 128,701 271,814 1,124,868 2,251,160
Net profit/(loss) before tax BH A F %R,/ (F8) (1,893,073) 6,399,285 4,073,820 4,785,344
Withholding tax B (28,190) (49,333) - -
Value-added tax $2/EF: - - - -
Profit/(loss) and total comprehensive income
BN/ (58) R2ERALE (1,921,263) 6,349,952 4,073,820 4,785,344
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BOCIP Asset Management Investment Funds

TRRBEEEEREES

STATEMENT OF PROFIT OR LOSS AND OTHER
COMPREHENSIVE INCOME (UNAUDITED) (continued)
RuEkEM2ERER CREER) ()

FOR THE YEAR ENDED 30TH JUNE 2020 8= —Z =24 X AMHE ILFE

BOCIP China Health Care Fund BOCIP Hong Kong Value Fund
PRAATEREEELS TRAAEREEES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
s St 23 ZB-NE st 23 “B-NE
~AMA TZAf-A ~AMA TZA#-R
HKD HKD HKD HKD
BT B BT B
INCOME WA
Dividend income R EMA 16,976 29,747 176,619 392,049
Interest income on bank deposits /777505 A 102 508 238 729
Interest income on financial assets at fair value through
profit or loss AT EERERRNHBEEENF SR - - - -
Management fee rebate ERERE - - - -
Net (losses)/gains on financial assets at fair value through
profit or loss
EATERRBRIIENIREENT (BE) /i 1,173,755 763,493 (1,898,129) 193,644
Net exchange (loss)/gains [ 5, (F518) / iz (660) (1,177) (12) 60
Other Income Eftli A - - - -
1,190,173 792,571 (1,721,284) 586,482
Total income/ (loss) £ A/ (£ 1,190,173 792,571 (1,721,284) 586,482
EXPENSES 3 it
Management fee 1% - - - -
Trustee fee 2318 2,204 3,710 5,222 12,107
Sub-Custodian fee P EZ 362 809 716 2,066
Auditors’ remuneration % Zi8i8i% - - - -
Transaction handling fee X 5EE & 25,008 54,525 507 7914
Printing & publishing expenses NI % & 460 662 1,226 2,257
Other operating expenses Efi4EER 1,364 1,483 1,709 2,153
Total expenses &3 29,398 61,189 9,380 26,497
Net profit/ (loss) before tax BEHERH,/ (58 1,160,775 731,382 (1,730,664) 559,985
Withholding tax i (1,395) (2,329) (3,550) (8,391)
Value-added tax 2T - - - -
Profit/(loss) and total comprehensive income
#H/ (58 R2ERALE 1,159,380 729,053 (1,734,214) 551,594
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BOCIP Asset Management Investment Funds

TRRABEEEEREES

STATEMENT OF PROFIT OR LOSS AND OTHER

COMPREHENSIVE INCOME (UNAUDITED) (continued)

ERRkEMEERER (REEX) (H)

FOR THE YEAR ENDED 30TH JUNE 2020 Z = =ZF X AMBILFE
BOCIP Hong Kong BOCIP
Low Volatility Equity Fund Shenzhen Growth Fund
PERHERERERRES PREARERES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
ZBCRE ZEB-0E 23 ZE-NE
~RME +=AM-A ~AME TZAM-A
HKD HKD HKD HKD
B B B B
INCOME WA
Dividend income &8\ 398,825 655,018 87,251 113,381
Interest income on bank deposits /77751 FI S A 1,586 2,194 549 181
Interest income on financial assets at fair value through
profit or loss
BRATEEBBRIRNIBEENTISRA - - - -
Management fee rebate EIEEiEE - - - -
Net (losses)/gains on financial assets at fair value through
profit or loss
BATEERERIIGNIEEENT (1) /i (3,249,273) 743,415 160,768 1,753,325
Net exchange (loss)/gains [ (F518) / iz (13) - (19,542) (2,186)
Other Income Eftli A - - - -
(2,848,875) 1,400,627 229,026 1,864,701
Total income/ (loss) A/ (§:8) (2,848,875) 1,400,627 229,026 1,864,701
EXPENSES %
Management fee EEE - - - -
Trustee fee /255 % 8,956 20,969 4,665 8,939
Sub-Custodian fee &% 1,166 3,573 872 2,242
Auditors’ remuneration 1 #(ATE & - - - -
Transaction handling fee % 3EEE 15,649 23,029 14,510 20,630
Printing & publishing expenses ENilJ H% & 2,096 4,183 999 1,533
Other operating expenses £t £EE 5 1,229 1,228 1,309 1,288
Total expenses &% 29,096 52,982 22,355 34,632
Net profit/(loss) before tax A F &R/ (Hi8) (2,877,971) 1,347,645 206,671 1,830,069
Withholding tax &7 (26,336) (34,690) (8,725) (11,420)
Value-added tax 2T - - - -
Profit/(loss) and total comprehensive income
WA/ (B8 RREYAEE (2,904,307) 1,312,955 197,946 1,818,649
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BOCIP Asset Management Investment Funds

TRRBEEEEREES

STATEMENT OF PROFIT OR LOSS AND OTHER

COMPREHENSIVE INCOME (UNAUDITED) (continued)

ERRkEMEERER (REEX) (H)

FOR THE YEAR ENDED 30TH JUNE 2020 8= —Z =24 X AMBE ILFE

BOCIP China-A Small and BOCIP Asia
Mid Cap Fund Quality Equity Fund
FRRITEART)EEES TRRAAENEERRES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
k-t 33 “E-NE k- St 2:3 ZE-NE
~AME TZAf-A ~AME TZAM-A
HKD HKD usb usb
B B 93 ES
INCOME WA
Dividend income &8\ 190,605 255,304 37,925 135,670
Interest income on bank deposits /77751 FI A 317 1,152 175 580
Interest income on financial assets at fair value through
profit or loss
BRATEEBBRFIRNIBEENTISRA - - - -
Management fee rebate EIEEiEE - - 181 247
Net (losses)/gains on financial assets at fair value through
profit or loss
BATEEBERTIRNBBAENT (58) /s (654,746) 1,509,226 (426,178) 134,316
Net exchange (loss)/gains [ 5 (F518) / iz 923 (12,696) (56) (1,471)
Other Income Eftli A - - - -
(462,901) 1,752,986 (387,953) 269,342
Total income/ (loss) A/ (§:8) (462,901) 1,752,986 (387,953) 269,342
EXPENSES %
Management fee EEE - - - -
Trustee fee /255 % 13,256 25,877 1,853 4,039
Sub-Custodian fee &% 2,641 6,332 417 1,366
Auditors’ remuneration % &(8iE % - - - -
Transaction handling fee % 3EEE 213,053 256,285 1,081 3,352
Printing & publishing expenses ENilf H% & 2,906 3,668 429 776
Other operating expenses £ft2E 5 1,484 1,603 285 230
Total expenses &% 233,340 293,765 4,065 9,763
Net profit/(loss) before tax ¥ 5 F %A,/ (H12) (696,241) 1,459,221 (392,018) 259,579
Withholding tax i (19,530) (27,175) (1,405) (7,400)
Value-added tax (& - - - -
Profit/(loss) and total comprehensive income
)/ (B8) RREUALE (715,771) 1,432,046 (393,423) 252,179
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BOCIP Asset Management Investment Funds

TRRABEEEEREES

STATEMENT OF PROFIT OR LOSS AND OTHER
COMPREHENSIVE INCOME (UNAUDITED) (continued)
Rk HEM2ERER CREER) (F)

FOR THE YEAR ENDED 30TH JUNE 2020 8= —Z =24 X AMBE ILFE

INCOME i A

Dividend income A& SMA

Interest income on bank deposits #1717 7 24 A

Interest income on financial assets at fair value through profit or
loss BATEBBERFIRNFHEZENFSUA

Management fee rebate BB #iRiE

Net gains on financial assets at fair value through profit or loss
BRATHESBERIIROIEEERNFURE

Net exchange gains [& 5 W25

Other Income H g A

Total income AW

EXPENSES X
Management fee &3 &
Trustee fee {Z5t%&
Sub-Custodian fee DtE &
Auditors’ remuneration 1z EN# &
Transaction handling fee X SR E
Printing & publishing expenses ENffl & 1% & A
Other operating expenses Efi &8 £ f

Total expenses #3 H

Net profit before tax BR¥ia1F &7
Withholding tax F8$0%:
Value-added tax #{&E#

Profit and total comprehensive income
B REERALLE
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BOCIP USD Short
Duration Bond Fund

PERABETETFENESES
30/6/2020 31/12/2019
—ECEF —E—NE
AAMA +=AH—A
uUsD uUsD
ESH ESH
16,427 48,614
406,008 931,857
- 1,158
310,155 374,309
17,629 15,168
750,219 1,371,106
750,219 1,371,106
103,351 220,936
16,888 36,362
4,233 10,215
3,342 6,357
870 2,145
5,034 7,444
1,274 11,364
134,992 294,823
615,227 1,076,283
615,227 1,076,283




BOCIP Asset Management Investment Funds

TRRBEEEEREES

STATEMENT OF CHANGES IN EQUITY (UNAUDITED) &= #8R (REF®R)
FOR THE YEAR ENDED 30TH JUNE 2020 &= -2 ==F X AMALLFE

Balance at the beginning of the period/year
o/ ENER

Proceeds from issue of units YA
Payments on redemption of units %[E5 i

Net subscription /%8

Total comprehensive income/(losses) 2 AN/ (1) 24

Distribution to unitholders FIEAIEEEEE

Balance at the end of the period/year
o/ E IR

Number of units in issue
BRITENHE

Unit in issue at the beginning of the period/year
o/ ERBITERN

Class A A%

Class A - RMB Hedged Currency Class Units
A - AREEREREREL

Class C C##

Issue of units E&{7Ef

Class A A%

Class A - RMB Hedged Currency Class Units
Af- ARBH R ERERE

Class C C

Redemption of units #EI# 1

Class A A%E

Class A - RMB Hedged Currency Class Units
A - AR ERERB 0

Class C 4

Units in issue at the end of the period/year
8/ ERERTEN

Class A A%E

Class A - RMB Hedged Currency Class Units
A - ARBHRERERIB

Class C 4

BOCIP China Bond Fund

BOCIP HK Dollar
Money Market Fund

TERBTEESES TRERBETEETEES

30/6/2020 31/12/2019 30/6/2020 31/12/2019
ZEIEE ZE2-NF ZBCZE ZEZ-RE
~AMA +ZAM-8R AAMA TZAM-A
HKD HKD HKD HKD

BT B BT BT
181,526,782 180,598,187 5,573,902 6,070,866
- - 3,560,000 270,600
- - (400,257) (881,916)
- - 3,159,743 (611,316)
(1,893,240) 928,595 50,217 114,352
179,633,542 181,526,782 8,783,862 5,573,902
- - 500,000.0000 555,404.8344
17,388,534.8483  17,388,534.8483 - -

316,686.1778

(35,712.3724)

780,973.8054

24,554.9798

(79,959.8142)

500,000.0000

17,388,534.8483

17,388,534.8483
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BOCIP Asset Management Investment Funds

TRRABEEEEREES

STATEMENT OF CHANGES IN EQUITY (UNAUDITED) (continued)

ERSER CREER) (R)

FOR THE YEAR ENDED 30TH JUNE 202082 —Z — 24X AMBILFE

BOCIP China Value Fund

BOCIP Japan Small &

Mid Cap Opp Fund

hERATEEEES RERHARPNEEBBES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
kSt 223 —Z-NE Sk 223 Z-NE
AAMA TZAM-8 AAME +ZAH#-R
HKD HKD HKD HKD
B B B B

Balance at the beginning of the period/year

/R 1,188,440,845 1,320,282,632 29,508,874 23,923,723
Proceeds from issue of units ZEYA 49,130,429 203,949,998 - -
Payments on redemption of units FE% (184,439,684) (390,031,332) - (123,329)
Net subscription 2% (135,309,255)  (186,081,334) - (123,329)
Total comprehensive income/(losses) 2 &Y/ (B) 24 (187,508,948) 117,649,904 7,752 5,708,480
Distribution to unitholders FEREEERE (26,360,814) (63,410,357) - -
Balance at the end of the period/year &,/ 44465 839,261,828 1,188,440,845 29,516,626 29,508,874
Number of units in issue

BRITENHE
Unit in issue at the beginning of the period/year

8/ ENETEN
Class A A% 161,061,797.9360 185,634,552.4008 1,511,158.1508 1,517,940.2027
Class A - RMB Hedged Currency Class Units

A - AR ERERIB 316,954.3579 707,523.8362 - -
Class C - - - -
Issue of units B#/TE(L
Class AASE 7,503,354.7445  28,419,276.9758 - -
Class A - RMB Hedged Currency Class Units

A - ARM R ERRRIER 8,462.4390 651.4246 - -
Class C C## - - - -
Redemption of units &RIE 11
Class A A% (29,389,920.6557) (52,992,031.4406) - (6,782.0519)

Class A - RMB Hedged Currency Class Units
AfE- \RE SR ERERE 0 (2,887.3436)
Class C C -

Units in issue at the end of the period/year
8/ ERERTEN

(391,220.9029) -

Class A A% 139,175,232.0248 161,061,797.9360  1,511,158.1508

1,511,158.1508

Class A - RMB Hedged Currency Class Units
AfE- AR EREIERIE 322,529.4533

316,954.3579 -

Class C CE& -
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BOCIP Asset Management Investment Funds

TREAHEEEEREES

STATEMENT OF CHANGES IN EQUITY (UNAUDITED) (continued)

ERSER CREER) (R)

FOR THE YEAR ENDED 30TH JUNE 202082 —Z — 24 S AMBILFE

Balance at the beginning of the period/year
VS

Proceeds from issue of units A

Payments on redemption of units &% #

Net subscription 2824

Total comprehensive income/(losses) 2 &Y/ (E1) &4
Distribution to unitholders FE R E#RE

Balance at the end of the period/year & /4 # 46

Number of units in issue
BRTENHE

Unit in issue at the beginning of the period/year
8/ ERETEN

Class A A%E

Class A - RMB Hedged Currency Class Units
AfE- ARBH R ERERIE

Class C &

Issue of units BT

Class A A%

Class A - RMB Hedged Currency Class Units
AB- ARBEREREREL

Class C C##

Redemption of units &RI& 1

Class A A%

Class A - RMB Hedged Currency Class Units
Af- ARBH GRS

Class C C

Units in issue at the end of the period/year
8/ ERERTEN

Class A A%E

Class A - RMB Hedged Currency Class Units
AE- AR EREIERIE N

Class C C#&

BOCIP China Wealth Fund

BOCIP Flexi HKD
Income Fund

TEAHVENERS FRRHETEEREES

30/6/2020  31/12/2019 30/6/2020  31/12/2019
kSt 223 —E2-NE Sk 23 —E-NE
AAMA +=AM-A A +=BA#-A

HKD HKD HKD HKD

B BT B BT
28,159,508 21,854,557 230,513,810 225,728,466
638,572 1,167,730 2,322,625 4,588,193
638,572 1,167,730 2,322,625 4,588,193
(1,921,263) 6,349,952 4,073,820 4,785,344
(662,263) (1,212,731) (2,322,625) (4,588,193)
26,214,554 28,159,508 234,587,630 230,513,810
2,848,264.4260  2,715,845.3867  24,817,042.3202  24,323,409.7051
3,711.8357 3,600.4347 - -
68,850.0625 132,419.0393  249,746.6176  493,632.6151
56.1319 111.4010 - -
2,917,114.4885  2,848,264.4260  25,066,788.9378  24,817,042.3202
3,767.9676 3,711.8357 - -
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BOCIP Asset Management Investment Funds

TRRABEEEEREES

STATEMENT OF CHANGES IN EQUITY (UNAUDITED) (continued)

ERSER CREER) (R)

FOR THE YEAR ENDED 30TH JUNE 202082 —Z — 24X AMBILFE

Balance at the beginning of the period/year
B/ EERS

Proceeds from issue of units & KA

Payments on redemption of units %

Net subscription 2824

Total comprehensive income/(losses) 2 &Y/ (B) 24
Distribution to unitholders FE R E#RE

Balance at the end of the period/year &,/ 44465

Number of units in issue
BRITENHE

Unit in issue at the beginning of the period/year
8/ ENETEN

Class A A%E

Class A - RMB Hedged Currency Class Units
AfE- AREH R ERERE

Class C C3&

Issue of units B#{TE(L

Class A A%

Class A - RMB Hedged Currency Class Units
AB- AREEREREREL

Class C C##

Redemption of units &RI& 11

Class A A%

Class A - RMB Hedged Currency Class Units

AfE- AR SR SR ERE 0
Class C C&
Units in issue at the end of the period/year
8/ ERDRTEN
Class A A

Class A - RMB Hedged Currency Class Units
AfE- AR EREIERIE

Class C CE&

26

BOCIP China BOCIP Hong Kong
Health Care Fund Value Fund
TRAFTEREEEES TRAFEREEES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
s St 22 —2-NE b St 22 —B-hE
AAMA TZAM-8 AAMA +ZAH#-R
HKD HKD HKD HKD
B B B B
3,217,350 2,588,128 9,692,332 9,142,009
133,889 - 217,497 482,572
133,889 - 217,497 482,572
1,159,380 729,053 (1,734,214) 551,594
(48,781) (99,831) (218,010) (483,843)
4,461,838 3,217,350 7,957,605 9,692,332
503,940.5302 503,940.5302 951,735.5236 905,224.9827
- - 2,755.3398 2,688.2521
17,981.4705 - 23,879.0390 46,510.5409
- - 34.3962 67.0877
521,922.0007 503,940.5302 975,614.5626 951,735.5236
- - 2,788.7360 2,755.3398




BOCIP Asset Management Investment Funds

TRRBEEEEREES

STATEMENT OF CHANGES IN EQUITY (UNAUDITED) (continued)

ERSER CREER) (R)

FOR THE YEAR ENDED 30TH JUNE 202082 —Z — 24 S AMBILFE

Balance at the beginning of the period/year
VS

Proceeds from issue of units A

Payments on redemption of units fE%

Net subscription 2824

Total comprehensive income/(losses) 2 &Y/ (E1) 24
Distribution to unitholders FE R E#RE

Balance at the end of the period/year & /4 # 46

Number of units in issue
BRTENHE

Unit in issue at the beginning of the period/year
8/ ERETEN

Class A AR

Class A - RMB Hedged Currency Class Units
AfE- ARBH R ERERIE

Class C C3&

Issue of units BETE

Class A A%

Class A - RMB Hedged Currency Class Units
AB- AREEREREREL

Class C C##

Redemption of units &RI& 11

Class A A%

Class A - RMB Hedged Currency Class Units

AfE- \REH SR ERE 0
Class CCE
Units in issue at the end of the period/year
8/ ERDBTEN
Class A A

Class A - RMB Hedged Currency Class Units
AE- AR EREIERIE N

Class C C#&

BOCIP Hong Kong
Low Volatility Equity Fund

BOCIP

Shenzhen Growth Fund

HERHEREREREES RREFFERES

30/6/2020  31/12/2019 30/6/2020  31/12/2019
kSt 223 —E2-NE Sk 223 —E-hE
AAMA +=A#-A XA +=B#-8
HKD HKD HKD HKD

B BT B BT
16,508,718 17,256,155 7,566,834 5,748,185
16,831 9,901 55,333 40,347

- (2,070,293) - -

16,831 (2,060,392) 55,333 40,347
(2,904,307) 1,312,955 197,946 1,818,649
- - (55,333) (40,347)
13,621,242 16,508,718 7,764,780 7,566,834
1,101,718.9231  1,242,683.2759  824,788.1856  820,473.2681
1,304.7227 693.2126 5,872.0055 4,314.9175

1,103,023.6458

(141,657.5654)

1,101,718.9231

830,660.1911

824,788.1856
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BOCIP Asset Management Investment Funds

TREAHEEEEREES

STATEMENT OF CHANGES IN EQUITY (UNAUDITED) (continued)

ERSER CREER) (R)

FOR THE YEAR ENDED 30TH JUNE 202082 —Z — 24 S AMBILFE

Balance at the beginning of the period/year
VS

Proceeds from issue of units A

Payments on redemption of units fE%

Net subscription 2824

Total comprehensive income/(losses) 2 &Y/ (E1) &4
Distribution to unitholders FE R E#RE

Balance at the end of the period/year & /4446

Number of units in issue
BRTENHE

Unit in issue at the beginning of the period/year
8/ ERETEN

Class A A%

Class A - RMB Hedged Currency Class Units
AfE- ARBH R ERERIE

Class C C3&

Issue of units BE{TE(

Class A A%

Class A - RMB Hedged Currency Class Units
AB- ARBEREREREL

Class C C##

Redemption of units &RI& 11

Class A A%

Class A - RMB Hedged Currency Class Units

AfE- \RE SR ERERE 0
Class C C
Units in issue at the end of the period/year
8/ ERDHTEN
Class A A

Class A - RMB Hedged Currency Class Units
AE- AR EREIERIE N

Class C C#&

28

BOCIP China-A Small and BOCIP Asia
Mid Cap Fund Quality Equity Fund
TEFHTEARD N EEES TRABTNEEREES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
b St 22 —E-NE et S ZB-hE
AAMA TZAH-B AAMAE +=A#-R
HKD HKD usp usb
B BT in ES
22,151,813 10,562,460 3,347,740 3,095,561
314,157 10,680,362 66,502 126,220
314,157 10,680,362 66,502 126,220
(715,771) 1,432,046 (393,423) 252,179
(316,134) (523,055) (66,502) (126,220)
21,434,065 22,151,813 2,954,317 3,347,740
3,928,478.6899  2,187,588.6747 378,257.2493 363,666.4881
56,813.9107  1,740,890.0152 8,160.4582 14,590.7612
3,985,292.6006  3,928,478.6899 386,417.7075 378,257.2493




BOCIP Asset Management Investment Funds

TREAHEEEEREES

STATEMENT OF CHANGES IN EQUITY (UNAUDITED) (continued)

ERSER CREER) (R)

Balance at the beginning of the period/year 5,/ &4 4

Proceeds from issue of units SR A

Payments on redemption of units f&[E13% 1

Net subscription 2%
Total comprehensive income 2 E A 448
Distribution to unitholders [ #A7#%& &k S

Balance at the end of the period/year £,/ 446

Number of units in issue EZTEMHA

Unit in issue at the beginning of the period/year
o/ ERETER

Class A Aff

Class A - RMB Hedged Currency Class Units
A ARBEIREEIER B

Class C C#&

Issue of units B&/7E(iL

Class A A48

Class A - RMB Hedged Currency Class Units
AfE— ARBE REBIERIBAL

Class C C#8

Redemption of units Z[EEf;

Class A A%a

Class A - RMB Hedged Currency Class Units
A - ARBEHERIERBA

Class C C#&

Units in issue at the end of the period/year
8/ FREEMTEN

Class A A2

Class A - RMB Hedged Currency Class Units
A - ARBEHERIER B

Class C C##

FOR THE YEAR ENDED 30TH JUNE 202082 —Z — 24 S AMBILFE

BOCIP USD Short
Duration Bond Fund

RERHETEFENESES
30/6/2020 31/12/2019
—%-%F s
AAMA +=AM—8
usD usD
ES ES
27,425,005 -
413,392 26,957,789
413,392 26,957,789
615,227 1,076,283
(413,392) (609,067)
28,040,232 27,425,005

2,691,735.9935

40,822.5219

2,732,558.5154

2,691,735.9935

2,691,735.9935
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BOCIP Asset Management Investment Funds

TRRABEEEEREES

STATEMENT OF CASH FLOWS (UNAUDITED) R&HREXR (REHFXK)
FOR THE YEAR ENDED 30TH JUNE 2020 &= -2 ==F X AMALLFE

BOCIP HK Dollar

BOCIP China Bond Fund Money Market Fund
PRRFTEESES PRRFETERTEES
1/1/2020 - 1/1/2019 - 1/1/2020 - 1/1/2019 -
30/6/2020 31/12/2019 30/6/2020 31/12/2019
“Bo%F “E-nf It St 22 “E-nE
-B-B% -B-R% -B-RZ -B-R%
-t 23 “EB-NEF St 23 “E-nf
~AMA TZA#-R RAME TZA#-R
HKD HKD HKD HKD
B BT BT BT
Cash flows from operating activities €EZHELNELTHE
(Decrease)/increase in net assets attributable to unitholders
PRLBAIFAEFEE (FY) /80 (1,893,240) 928,595 50,217 114,352
Adjustment for: % :
Dividend income & EMA - - - -
Interest income on bank deposit at fair value through profit or loss
RATEEBRRIIRNRTERNFSRA (38,119) (149,609) (452) (2,876)
Interest income on financial assets at fair value through profit or loss
BRATERRBRIIRNIEEENTISRA (2,953,949) (6,305,498) - -
Net losses/(gains) on financial assets at fair value through profit or loss
EATEERBRIIRNEBEENTEE/ (k) 3,446,800 3,026,300 (44,215) (99,858)
Withholding tax i 785 - - -
Value-added tax $2(EF: - - - -
(1,437,723) (2,500,212) 5,550 11,618
Decrease (increase) in management fee rebate receivables
ERERBEIRIRD / (E0) - - (44) (59)
(Decrease) increase in accrued expenses and other payables
LEXHRAMERE (RD) /0 (27,260) (83,287) - -
Decrease (increase) in prepaid expenses and other receivables
BRTBREGERFUERS/ (En) 1,969 ) - -
Increase in margin deposits RE&FHEM - - - -
Decrease (increase) in deposit paid B2/ (10) 4,007 3,814 - -
Dividend income received (net of withholding tax) 2UUREMA (IR TEIIRE) - - - -
Interest income received (net of withholding tax) 24k S (HIBTEHRIE) 3,355,912 6,390,937 452 2,876
Capital gain tax paid B &2 EH (785) - - -
Payments on purchase of financial assets at fair value through profit or
loss BERATFERBERTIRNSBEENNR (56,747,424)  (69,264,557) (293,967) -
Proceeds from sale of financial assets at fair value through profit or loss
HERLTERBERIIENEBEENIE 54,941,457 54,685,006 149,999 -
Net cash from/(used in) operating activities
BEEHEL/ (FR) NFRE 90,153 (10,768,257) (138,010) 14,439
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BOCIP Asset Management Investment Funds

TREAHEEEEREES

STATEMENT OF CASH FLOWS (UNAUDITED) (continued) B&R8%X (REHF®X) ()

FOR THE YEAR ENDED 30TH JUNE 2020 8= —Z =~ 24X AMHE FFE

BOCIP HK Dollar

BOCIP China Bond Fund Money Market Fund
PRAHTEERSES PRAHETEETEES
1/1/2020 - 1/1/2019 - 1/1/2020 - 1/1/2019 -
30/6/2020 31/12/2019 30/6/2020 31/12/2019
ZBIEE ZE-hE ZBIEE ZB-hE
-A-HE -A-HE -A-HE -A-HE
ZBCRE ZEB-hE ZBIEE ZE-hE
ARMA TZA#-H ~AMA TZA#-A
HKD HKD HKD HKD
B B B B
Cash flows from financing activities BEZBELNRLTE
Proceeds from issue of units &M - - 3,560,000 270,600
Payment on redemption of units i3 4 - - (400,257) (881,916)
Distribution to unitholders [MEf#E&#&IEE - - - -
Net cash (used in)/from financing B&EE (F1R) /ELHERE - - 3,159,743 (611,316)
(Decrease)/Increase in cash and cash equivalents
RERBLZE(HD) /B 90,153 (10,768,257) 3,021,733 (596,877)
Cash and cash equivalents at the beginning of the year/period
1/ B0RERREEE 6,769,117 17,537,374 190,040 786,917
Cash and cash equivalents at the end of the year/period
EX/HABERESSE 6,859,270 6,769,117 3,211,773 190,040
Analysis of balances of cash and cash equivalents:
RERRELEERIN
Bank Balance 1745 4,440,252 2,845,126 3,211,773 190,040
Fixed deposits with original maturities of three months or less
RIMB A=A AR EHEFHR 2,419,018 3,923,991 - -
6,859,270 6,769,117 3,211,773 190,040
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BOCIP Asset Management Investment Funds

TREAHEEEEREES

STATEMENT OF CASH FLOWS (UNAUDITED) (continued) B&R8%X (REHF®X) ()
FOR THE YEAR ENDED 30TH JUNE 2020 &= -2 ==F X AMALLFE

Cash flows from operating activities EEZHELNRLRE
(Decrease)/increase in net assets attributable to unitholders
AELEMRERTEE (D) /8

Adjustment for: % :

Dividend income & EMA

Interest income on bank deposit at fair value through profit or loss
BRATEEBBRIIRNRTEROFSRA

Interest income on financial assets at fair value through profit or loss
BATEEBRATIRNEKEENF M

Net losses/(gains) on financial assets at fair value through profit or loss
RATEEBRETIRNIHERNIHE/ (kR

Withholding tax %

Value-added tax (&

Decrease (increase) in management fee rebate receivables
ERERREWIRNAL/ (E)

(Decrease) increase in accrued expenses and other payables
SE REMERTERD) /B0

Decrease (increase) in prepaid expenses and other receivables
B RE b ERIEE D / (Em

Increase in margin deposits %7' TEM

Decrease (increase) in deposit paid B &2/ (£10)

Dividend income received (net of withholding tax) 240k S M (SI4 &M E)

Interest income received (net of withholding tax) 24AI WA (FIBTEMHE)

Capital gain tax paid B3 [F&AE(ER

Payments on purchase of financial assets at fair value through profit or
loss BERATERBERIIRHIBEENFT

Proceeds from sale of financial assets at fair value through profit or loss
HERATERBERIIROIHEENIE

Net cash from/(used in) operating activities SEEHES/ (Fif) §
FES
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BOCIP Japan Small &

BOCIP China Value Fund Mid Cap Opp Fund
PRAHTEEEES PREHARPIEEREES
1/1/2020 - 1/1/2019 - 1/1/2020 - 1/1/2019 -
30/6/2020 31/12/2019 30/6/2020 31/12/2019
ZBIEE ZE-hE ZBIEE ZB-hE
-B-RZ -A-HE -A-HE -A-HE
ZBCRE ZEB-hE ZBIEE ZEB-hE
~AMA TZA#-A ~AMA TZA#-A
HKD HKD HKD HKD
B B B B
(187,508,948) 117,649,904 7,752 5,708,480
(17,676,445) (46,709,437) (263,625) (511,588)
(7,624) (107,598) (3,956) (7,822)
193,818,693 (100,243,662) 208,462 (5,319,901)
1,473,659 4,045,181 26,362 51,159
(9,900,665) (25,365,612) (25,005) (79,672)
(469,316) (246,680) 45 503
1,968 - - -
7,530,334 42,664,256 249,760 460,366
7,624 107,598 3,956 7,822
(54,920,518)  (254,707,477) (1,263,306) (7,214,631)
203,364,941 476,620,827 450,078 5,496,791
145,614,368 239,072,912 (584,472) (1,328,821)




BOCIP Asset Management Investment Funds

TREAHEEEEREES

STATEMENT OF CASH FLOWS (UNAUDITED) (continued) B&RE8% (REF®) ()
FOR THE YEAR ENDED 30TH JUNE 2020 &= - ==& X AMALLFE

Cash flows from financing activities BEZBELNRLTE
Proceeds from issue of units &N

Payment on redemption of units i3 4

Distribution to unitholders M fi & &#IRE

Net cash (used in)/from financing B&EE (F1R) /ELHERE

(Decrease)/Increase in cash and cash equivalents
RERBLZE(HD) /B

Cash and cash equivalents at the beginning of the year/period
Y/ HIRERESSE

Cash and cash equivalents at the end of the year/period
ER/HRARSRESSE

Analysis of balances of cash and cash equivalents:
RERRELEERIN

Bank Balance #7464
Fixed deposits with original maturities of three months or less
RIMB A=A AR EHEFHR

BOCIP Japan Small &

BOCIP China Value Fund Mid Cap Opp Fund
PRAHTEEEES PREHARPIEEREES
1/1/2020 - 1/1/2019 - 1/1/2020 - 1/1/2019 -
30/6/2020 31/12/2019 30/6/2020 31/12/2019
ZBIEE ZE-hE ZBIEE ZB-hE
-B-RZ -B-RZ -A-HE -A-HE
ZBCRE ZEB-hE ZBIEE ZEB-hE

~AMA TZA#-A ~AMA TZA#-A
HKD HKD HKD HKD
B B B B

65,197,305 194,065,621 - -
(123,329)

(182,170,267)  (388,473,832) -
(25,108,082)  (60,638,105) - -
(142,081,044)  (255,046,316) - (123,329)
3,533,324 (15973,404) (584,472) (1,452,150)
1,209,366 17,182,770 1,312,343 2,764,493
4,742,690 1,209,366 727,871 1,312,343
4,742,690 1,209,366 727,871 1,312,343
4,742,690 1,209,366 727,871 1,312,343
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BOCIP Asset Management Investment Funds

TREAHEEEEREES

STATEMENT OF CASH FLOWS (UNAUDITED) (continued) B&R8%X (REHF®X) ()
FOR THE YEAR ENDED 30TH JUNE 2020 &= -2 ==F X AMALLFE

Cash flows from operating activities #EZHELNRLRE
(Decrease)/increase in net assets attributable to unitholders
AELEMREEFEE (D) /B

Adjustment for: ;% :

Dividend income & EMA

Interest income on bank deposit at fair value through profit or loss
BRATEEBBRIIRNRTEROFSHA

Interest income on financial assets at fair value through profit or loss
BATEEBRATIRNEHKEENF M

Net losses/(gains) on financial assets at fair value through profit or loss
BATEERRRFIRNEREENIER/ (h5)

Withholding tax

Value-added tax $£(E#

Decrease (increase) in management fee rebate receivables
ERERBEWRNAD/ (8

(Decrease) increase in accrued expenses and other payables
SEX REMERTERD) /B0

Decrease (increase) in prepaid expenses and other receivables
BN REEREIERD,/ (320)

Increase in margin deposits (#:E4 5211

Decrease (increase) in deposit paid Bz &2/ (£10)

Dividend income received (net of withholding tax) 240k S M (SI4TEMIE)

Interest income received (net of withholding tax) 24FI WA (FIBTEMHE)

Capital gain tax paid 23 [T ARSEH

Payments on purchase of financial assets at fair value through profit or
loss BERATEABERIIRNHFEENNH

Proceeds from sale of financial assets at fair value through profit or loss
HERATEEBERIIRNIHEENE

Net cash from/(used in) operating activities €EZ8ES/ (FiA)
FHE
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BOCIP Flexi HKD

BOCIP China Wealth Fund Income Fund
PRAHTENEES PRAHETREINEES
1/1/2020 - 1/1/2019 - 1/1/2020 - 1/1/2019 -
30/6/2020 31/12/2019 30/6/2020 31/12/2019
ZBIEE ZE-NE ZBIEE ZB-hE
-B-RZ -A-HE -A-HE -A-HE
ZBCRE ZE-hE ZBIEE ZEB-hE
~AMA TZAM-A RAME TZAM-A
HKD HKD HKD HKD
(1,921,263) 6,349,952 4,073,820 4,785,344
(421,480) (640,702) - -
(2,937) (6,763) (5,441) (37,823)
- - (3,627,290) (6,244,245)
2,185,670 (6,095,408) (1,567,475) (758,838)
28,190 49,333 - -
(131,820) (343,588) (1,126,386) (2,255,562)
(2,069) 923 16,155 9,763
- - 1,968 -
149,708 591,369 - -
2,937 6,763 3,784,388 5,591,089
(19,454,511) (46,941,227) (72,445,996)  (299,913,609)
20,259,419 45,600,214 69,696,647 295,565,023
823,664 (1,085,546) (73,224) (1,003,296)




BOCIP Asset Management Investment Funds

TREAHEEEEREES

STATEMENT OF CASH FLOWS (UNAUDITED) (continued) B&RE8% (REF®) ()

FOR THE YEAR ENDED 30TH JUNE 2020 8= —Z =~ 24X AMHE IFFE

Cash flows from financing activities BEZHELHEETE
Proceeds from issue of units F2EEHA

Payment on redemption of units fEI%

Distribution to unitholders FEfEE& RS

Net cash (used in)/from financing &% (i) /ELHNFRE

(Decrease)/Increase in cash and cash equivalents
ReRBLZE(HD) /B

Cash and cash equivalents at the beginning of the year/period
£/ B0BeRES%E

Cash and cash equivalents at the end of the year/period
ER/HRAEERESSE

Analysis of balances of cash and cash equivalents:
RERRELEERIN

Bank Balance /744
Fixed deposits with original maturities of three months or less
RIMBA=AA AR EHFHR

BOCIP China Wealth Fund

BOCIP Flexi HKD
Income Fund

FRRITEHERES FRAHETEEREES
1/1/2020-  1/1/2019-  1/1/2020-  1/1/2019-
30/6/2020  31/12/2019  30/6/2020  31/12/2019

it Sk 23 ZE-NEF k- - 2:3 ZE-NE
-B-BE -B-BE -B-BE -B-BE
it St 2:3 ZE-NE k- 223 ZE-NE
~BftA +=A#-A ~BftA +=BA#-A
HKD HKD HKD HKD

(23,691) (45,001) - -

(23,691) (45,001) - -

799,973 (1,130,547) (73,224) (1,003,296)

648,986 1,779,533 423,511 1,426,807

1,448,959 648,986 350,287 423,511
1,448,959 648,986 350,287 423,511
1,448,959 648,986 350,267 423,511
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BOCIP Asset Management Investment Funds

TREAHEEEEREES

STATEMENT OF CASH FLOWS (UNAUDITED) (continued) B&R8%X (REHF®X) ()
FOR THE YEAR ENDED 30TH JUNE 2020 &= -2 ==F X AMALLFE

Cash flows from operating activities EEZHELNRLRE
(Decrease)/increase in net assets attributable to unitholders
PRLBIIREEFEE(AY) /8

Adjustment for: % :

Dividend income fz E4A

Interest income on bank deposit at fair value through profit or loss
BRATEEBBRIIRNRTEROFSRA

Interest income on financial assets at fair value through profit or loss
BATEEBRATIRNEHEENF M

Net losses/(gains) on financial assets at fair value through profit or loss
RATEEBRET NI HEENIHE/ (k5

Withholding tax FE#1#

Value-added tax £

Decrease (increase) in management fee rebate receivables
ERERREWIRNAL/ (E)

(Decrease) increase in accrued expenses and other payables
SE REMERTERD) /B0

Decrease (increase) in prepaid expenses and other receivables
BRI RA M ERFER / i)

Increase in margin deposits FE &N

Decrease (increase) in deposit paid Bz &2/ (£10)

Dividend income received (net of withholding tax) 2R EMA (FIBTEIIFE)

Interest income received (net of withholding tax) 4FI WA (FIBTEMHE)

Capital gain tax paid 23 A RSEH

Payments on purchase of financial assets at fair value through profit or
loss BERATEEBERIIRNHFEENNK

Proceeds from sale of financial assets at fair value through profit or loss
HERATEEBERIIRNI ARG

Net cash from/(used in) operating activities €EZ8ES/ (FiA)
FHE
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BOCIP China BOCIP Hong Kong
Health Care Fund Value Fund
PRAHTERESEES PRRHEEEEES
1/1/2020 - 1/1/2019 - 1/1/2020 - 1/1/2019 -
30/6/2020 31/12/2019 30/6/2020 31/12/2019
ZBIEE ZE-hE ZBIEE ZB-hE
-A-HE -A-HE -A-HE -A-HE
ZBIRE ZE-hE ZBIEE ZB-hE
ARME TZA#-A ARMA TZAM-A
HKD HKD HKD HKD
B B B B
1,159,380 729,053 (1,734,214) 551,594
(16,976) (29,747) (176,619) (392,049)
(102) (508) (238) (729)
(1,173,755) (763,493) 1,898,129 (193,644)
1,395 2,329 3,550 8,391
(30,058) (62,366) (9,392) (26,437)
264 4,547 (164) (182)
10,942 28,210 127,454 383,658
102 508 238 729
(1,471,917) (2,968,089) (150,921) (1,264,832)
1,413,058 3,032,260 - 978,381
(77,609) 35,070 (32,785) 71,317




BOCIP Asset Management Investment Funds

TREAHEEEEREES

STATEMENT OF CASH FLOWS (UNAUDITED) (continued) B&RE8% (REF®) ()
FOR THE YEAR ENDED 30TH JUNE 2020 &= - ==& X AMALLFE

BOCIP China BOCIP Hong Kong
Health Care Fund Value Fund
PRAHTERESEES PRRHEEEEES
1/1/2020 - 1/1/2019 - 1/1/2020 - 1/1/2019 -
30/6/2020 31/12/2019 30/6/2020 31/12/2019
ZBIEE ZE-hE ZBIEE ZB-hE
-A-HE -A-HE -A-HE -A-HE
ZBIRE ZE-hE it St 23 “E-hE
~AMA TZAM-A ~AMA TZAM-A
HKD HKD HKD HKD
B B B B
Cash flows from financing activities BEZBEENRLTE
Proceeds from issue of units B 133,889 - - -
Payment on redemption of units i3 4 - - - -
Distribution to unitholders [MEf#%E&IEE (48,781) (99,831) (513) (1,271)
Net cash (used in)/from financing B&EE (F1R) /ELHERE 85,108 (99,831) (513) (1,271)
(Decrease)/Increase in cash and cash equivalents
RERBLZE(HD) /B 7,499 (64,761) (33,298) 70,046
Cash and cash equivalents at the beginning of the year/period
Y/ HIRERESSE 68,162 132,923 201,951 131,905
Cash and cash equivalents at the end of the year/period
EX/HABERESSE 75,661 68,162 168,653 201,951
Analysis of balances of cash and cash equivalents:
RERRELEERIN
Bank Balance $/74# 75,661 68,162 168,653 201,951
Fixed deposits with original maturities of three months or less
RIMB A=A AR EHEFHR - - - -
75,661 68,162 168,653 201,951
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BOCIP Asset Management Investment Funds

TREAHEEEEREES

STATEMENT OF CASH FLOWS (UNAUDITED) (continued) B&R8%X (REHF®X) ()
FOR THE YEAR ENDED 30TH JUNE 2020 &= -2 ==F X AMALLFE

Cash flows from operating activities #EZHELNRLRE
(Decrease)/increase in net assets attributable to unitholders
AREBEZTEE(RD) /500

Adjustment for; % :

Dividend income EMA

Interest income on bank deposit at fair value through profit or loss
BRATERBBRIIRNRTEROTSRA

Interest income on financial assets at fair value through profit or loss
BRATEFBBRIIRNIBEENTISRA

Net losses/(gains) on financial assets at fair value through profit or loss
BRATEEBRRIIGNIREENTER/ (Y5)

Withholding tax &7

Value-added tax 27

Decrease (increase) in management fee rebate receivables
ERERREWRNAL/ (E)

(Decrease) increase in accrued expenses and other payables
ZEXHREMERFE(RD) /Em

Decrease (increase) in prepaid expenses and other receivables
BN REGEREIEED,/ (320)

Increase in margin deposits #:&4 750211

Decrease (increase) in deposit paid B &2/ (£10)

Dividend income received (net of withholding tax) 2R EMA (FIBTEIIFE)

Interest income received (net of withholding tax) E4TAIEMA (11K EITHVE)

Capital gain tax paid 23 A REEH

Payments on purchase of financial assets at fair value through profit or
loss BERATEABERIIEHHBEENHT

Proceeds from sale of financial assets at fair value through profit or loss
HERATERBERIIRNIHEENNE

Net cash from/(used in) operating activities €EE8ES/ (FiA)
FRE
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BOCIP Hong Kong Low BOCIP
Volatility Equity Fund Shenzhen Growth Fund
PERBARERERREES PERFRIERES
1/1/2020 - 1/1/2019 - 1/1/2020 - 1/1/2019 -
30/6/2020 31/12/2019 30/6/2020 31/12/2019
St 23 “B-NE et 23 “B-NE
-A-HE -A-HE -A-HE -A-HE
ZBCRE ZE-hE ZBIEE —B2-NEF
ARAE TZA#-A ARME TZA#-H
HKD HKD HKD HKD
B B B B
(2,904,307) 1,312,955 197,946 1,818,649
(398,825) (655,018) (87,251) (113,381)
(1,586) (2,194) (549) (181)
3,249,273 (743,415) (160,768) (1,753,325)
26,336 34,690 8,725 11,420
(29,109) (52,982) (41,897) (36,818)
(250) (263) (263) 423
251,177 620,328 78,526 101,961
1,586 2,194 549 181
(4,386,262) (5,501,716) (966,448) (2,422,992)
5,100,891 7,347,448 1,411,253 2,454,845
938,033 2,415,009 481,720 97,600




BOCIP Asset Management Investment Funds

TREAHEEEEREES

STATEMENT OF CASH FLOWS (UNAUDITED) (continued) B&RE8% (REF®) ()

FOR THE YEAR ENDED 30TH JUNE 2020 8= —Z =~ 24X AMHE IFFE

BOCIP Hong Kong Low BOCIP
Volatility Equity Fund Shenzhen Growth Fund
PERBARERERRES PERIRIERES
1/1/2020 - 1/1/2019 - 1/1/2020 - 1/1/2019 -
30/6/2020 31/12/2019 30/6/2020 31/12/2019
ZBIEE ZE-hE ZBIEE ZE-hE
-A-HE -A-HE -A-HE -A-HE
ZBCRE ZE-NE It Sk 23 “E-hE
~AMA TZAM-A ~AMA TZAM-A
HKD HKD HKD HKD
B B B B
Cash flows from financing activities BEZBEENRLTE
Proceeds from issue of units REMA 16,831 8,911 - -
Payment on redemption of units i3 4 - (2,070,293) - -
Distribution to unitholders [MEf#%E&IEE - - - -
Net cash (used in)/from financing B&EE (F1R) /ELHERE 16,831 (2,061,382) - -
(Decrease)/Increase in cash and cash equivalents
RERBLZE(HD) /B 954,864 353,627 481,720 97,600
Cash and cash equivalents at the beginning of the year/period
/M08 RALSE 408,743 55,116 106,105 8,505
Cash and cash equivalents at the end of the year/period
ER/BARERREEZHE 1,363,607 408,743 587,825 106,105
Analysis of balances of cash and cash equivalents:
RERRELEERIN
Bank Balance $/74# 1,363,607 408,743 587,825 106,105
Fixed deposits with original maturities of three months or less
RIMB A=A AR EHEFHR - - - -
1,363,607 408,743 587,825 106,105
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BOCIP Asset Management Investment Funds

TRRBEEEEREES

STATEMENT OF CASH FLOWS (UNAUDITED) (continued) B&R8% (REF®) ()
FOR THE YEAR ENDED 30TH JUNE 2020 & Z == ==& X AMAILFE

Cash flows from operating activities EEZHELNRLRE
(Decrease)/increase in net assets attributable to unitholders
ARGBNEZFEE(RD) /20

Adjustment for: % :

Dividend income i A

Interest income on bank deposit at fair value through profit or loss
BRATEEBBRFIRNRTEROTSRA

Interest income on financial assets at fair value through profit or loss
BATEEBRATIRNEHKEENF M

Net losses/(gains) on financial assets at fair value through profit or loss
RATEEBRETRNIHEENTHE/ (kR

Withholding tax &%

Value-added tax 25

Decrease (increase) in management fee rebate receivables
ERERREWIRNAL/ (E)

(Decrease) increase in accrued expenses and other payables
SEXIREMERTERD) /B0

Decrease (increase) in prepaid expenses and other receivables
BN REEREIERD,/ (320)

Increase in margin deposits #:E4 5211

Decrease (increase) in deposit paid B &2/ (£10)

Dividend income received (net of withholding tax) 2R EMA (FIBTEIIFE)

Interest income received (net of withholding tax) E4TAIEMA (1K EITHE)

Capital gain tax paid 23 [TARSEH

Payments on purchase of financial assets at fair value through profit or
loss BERATERBERIIENEBEENHT

Proceeds from sale of financial assets at fair value through profit or loss
HERATERBERIIRNIHEENNE

Net cash from/(used in) operating activities €EF8ES/ (FiA)
FRE
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BOCIP China-A Small BOCIP Asia
and Mid Cap Fund Quality Equity Fund
FRAAPEARBNEEES PRAHENEERRES
1/1/2020 - 1/1/2019 - 1/1/2020 - 1/1/2019 -
30/6/2020 31/12/2019 30/6/2020 31/12/2019
ZBIEE ZE-NE ZBIEE ZB-hE
-B-RZ -A-HE -A-HE -A-HE
ZBCRE ZE-hE ZBIEE ZB-hE
ARME TZA#-A ~AMA TZA#-A
HKD HKD usb usb
B B ES ES
(715,771) 1,432,046 (393,423) 252,179
(190,605) (255,304) (37,925) (135,670)
(317) (1,152) (175) (580)
654,746 (1,509,226) 426,178 (134,316)
19,530 27,175 1,405 7,400
(232,417) (306,461) (3,940) (10,987)
- - 1 (33)
9) (362) (103) (256)
171,075 228,129 31,977 129,497
317 1,152 175 580
(40,777,408) (52,071,546) (366,851) (1,082,251)
40,991,639 42,017,970 473,239 1,022,187
153,197 (10,131,118) 134,498 58,737




BOCIP Asset Management Investment Funds

TREAHEEEEREES

STATEMENT OF CASH FLOWS (UNAUDITED) (continued) B&R8%X (REF®X) ()

FOR THE YEAR ENDED 30TH JUNE 2020 &= —Z = 24X AMHE IFFE

BOCIP China-A Small BOCIP Asia
and Mid Cap Fund Quality Equity Fund
FRAAPEARPNEEES PRAHENEERRES
1/1/2020 - 1/1/2019 - 1/1/2020 - 1/1/2019 -
30/6/2020 31/12/2019 30/6/2020 31/12/2019
ZBIEE ZE-hE ZBIEE ZB-hE
-A-HE -A-HE -A-HE -A-HE
ZBCRE ZEB-hE ZBIEE ZEB-hE
ARME TZA#-R ARMA TZA#-A
HKD HKD usb usb
B B ES ES
Cash flows from financing activities BEZBELNRLTE
Proceeds from issue of units BB - 10,160,639 - -
Payment on redemption of units i3 4 - - - -
Distribution to unitholders [Ef#F&#&IEE (1,977) (3,332) - -
Net cash (used in)/from financing B&EE (F1R) /ELHE5E (1,977) 10,157,307 - -
(Decrease)/Increase in cash and cash equivalents
RERBLZE(HD) /B 151,220 26,189 134,498 58,737
Cash and cash equivalents at the beginning of the year/period
Y/ BURERESSE 31,207 5,018 152,266 93,529
Cash and cash equivalents at the end of the year/period
ER/BARERREEZHE 182,427 31,207 286,764 152,266
Analysis of balances of cash and cash equivalents:
RERRELEERIN
Bank Balance #1745 182,427 31,207 286,764 152,266
Fixed deposits with original maturities of three months or less
RIMB A=A AR EHFHR - - - -
182,427 31,207 286,764 152,266
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BOCIP Asset Management Investment Funds

TRRBEEEEREES

STATEMENT OF CASH FLOWS (UNAUDITED) (continued) B&R8% (REF®) ()

FOR THE YEAR ENDED 30TH JUNE 2020 8= —Z =24 X AMHE IFFE

Cash flows from operating activities ¥ EZBHELNRLHE
(Decrease)/increase in net assets attributable to unitholders
PEAHRBREETEE O ) /8

Adjustment for: F% :

Dividend income B £ A

Interest income on bank deposit at fair value through profit or loss
RATHEEBERFIRNETFROFEBA

Interest income on financial assets at fair value through profit or loss
BATEEBREREIIROMBEENTEHRA

Net losses/(gains) on financial assets at fair value through profit or loss
RATEBBIERIIROMSEENFERE/ ()

Withholding tax T&1%:

Value-added tax $2{&7:

Decrease (increase) in management fee rebate receivables
ERERERIIRTORD/ (M)

(Decrease) increase in accrued expenses and other payables
2E TR EA M FIE ORd) /8 m

Decrease (increase) in prepaid expenses and other receivables
X REAEREER D,/ ()

Increase in margin deposits (R4 770

Decrease (increase) in deposit paid 2 fHz&mL,/ (Eh0)

Dividend income received (net of withholding tax) 2 WS A (31K TEHIEE)

Interest income received (net of withholding tax) 2 YIS 4 A GIBTEFFIE)

Capital gain tax paid 2 EAEER

Payments on purchase of financial assets at fair value through profit or loss
BERATESRBRIIRNIBEEENNR

Proceeds from sale of financial assets at fair value through profit or loss
HERRATEBBIERIIROIEEENKE

Net cash from/(used in) operating activities
SETHEL (IR WERS
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BOCIP USD Short
Duration Bond Fund

PREBETEFENRESES

1/1/2020 - 19/11/2018 -
30/6/2020 31/12/2019
—E-EE —E-N\F
—-B—-REZ +—-BthBEZE
ZECEF —E-hEF
NA#E +=AM-8
usb usb

ESH E
615,227 1,076,283
(16,427) (48,614)
(406,008) (931,857)
(310,155) (374,309)
(117,363) (278,497)
2,366 26,069
421,729 827,555
(7,399,017) (39,475,170)
6,266,630 14,534,998
(825,655) (24,365,045)




BOCIP Asset Management Investment Funds

TREAHEEEEREES

STATEMENT OF CASH FLOWS (UNAUDITED) (continued) B&R8%X (REF®X) ()

FOR THE YEAR ENDED 30TH JUNE 2020 &= —Z = 24X AMHE IFFE

Cash flows from financing activities BETHELNESRE
Proceeds from issue of units ZEMA

Payment on redemption of units &[5

Distribution to unitholders [FIEf7#% &% k&

Net cash (used in)/from financing &% (FTA) /ELAHERE

(Decrease)/Increase in cash and cash equivalents
BeRBLEE D) /8

Cash and cash equivalents at the beginning of the year/period
Y/ BORERELEE

Cash and cash equivalents at the end of the year/period
EXR/BRELRELZE

Analysis of balances of cash and cash equivalents:
RERRESEEBIN

Bank Balance #7458
Fixed deposits with original maturities of three months or less
[REIE B A= A SUARNE E BFR

BOCIP USD Short
Duration Bond Fund

PREBETEFENRESES
1/1/2020 - 19/11/2018 -
30/6/2020 31/12/2019

—E-EE —E-N\F
—-B—-REZ +—-BthBEZE
ZECEF —E-hEF
~AMA +=A#—-A
uUsD UsD

ESH E

- 26,348,722

- 26,348,722
(825,655) 1,983,677
1,983,677 -
1,158,022 1,983,677
156,730 66,846
1,001,292 1,916,831
1,158,022 1,983,677
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BOCIP Asset Management Investment Funds

TREAHEEEEREES

DISTRIBUTION STATEMENT (UNAUDITED) BRESIR&K (REHFEXK)

FOR THE YEAR ENDED 30TH JUNE 2020 8= —Z =24 X AMHE IFFE

BOCIP China Value Fund

PERHTEEEES
30/6/2020 31/12/2019
et S %3 —E-hEF
NAMB +=A#M—8
HKD HKD
BT BT

Amount transferred from statement of
comprehensive income

REmMURRBLNEE 26,360,814 63,410,357

Distribution to unitholders RE (1% & &)k S 26,360,814 63,410,357

BOCIP China Wealth

Fund
FREFETFENEES

30/6/2020 31/12/2019
—ECRF ZE-hF
ANAMB +=AM—B
HKD HKD
BT BT

662,263 1,212,731

662,263 1,212,731

Amount transferred to net assets attributable
to unitholders [ (11& & & B FEEE AR

ot - -

BOCIP Flexi HKD
Income Fund

RRFEHBTETREES
30/6/2020 31/12/2019
—E-EF —Z-hEF
RNAMB +=AM—8
HKD HKD
BT BT
Amount transferred from statement of
comprehensive income
HrERERENN SR 2,322,625 4,588,193
Distribution to unitholders [H &% & & k5 2,322,625 4,588,193

BOCIP China
Health Care Fund
PERRBPEEFEEEES
30/6/2020 31/12/2019

—E-EF —E-hF

ANAME +=ZA#M—B
HKD HKD
BT BT
48,781 99,831
48,781 99,831

Amount transferred to net assets attributable
to unitholders [AIE(3% & & BIEFEEEAN
ol - -
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BOCIP Asset Management Investment Funds

TREAHEEEEREES

DISTRIBUTION STATEMENT (UNAUDITED) (continued) RE 5 IRK (REHF%) ()

FOR THE YEAR ENDED 30TH JUNE 2020 8= —Z =24 X AMHE IFFE

BOCIP Hong Kong

BOCIP

Value Fund Shenzhen Growth Fund
PRREEBEEES PREFHRIIERES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
et S %3 —E-hEF ZEZEH ZE-hEF
NAMB +=A#M—8 NAME +=AM—B
HKD HKD HKD HKD
B BT BT BT
Amount transferred from statement of
comprehensive income
NEmBRRBLNEE 218,010 483,843 55,333 40,347
Distribution to unitholders ME7{5%E &k B 218,010 483,843 55,333 40,347
Amount transferred to net assets attributable
to unitholders
MEMREEROFEEHBANSHE - - - -
BOCIP China-A Small
and Mid Cap Fund BOCIP Asia
PERABTEARTNEER Quality Equity Fund
K PREFBENEEREES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
b Sl 223 —E-hEF b Sl 23 ZE-hF
ANAMB +=AM—B NAME +=AM—B
HKD HKD usb usbD
BT BT ES ES
Amount transferred from statement of
comprehensive income
REmRERBLENEE 316,134 523,055 66,502 126,220
Distribution to unitholders [@E(71% & #& K 2 316,134 523,055 66,502 126,220

Amount transferred to net assets attributable
to unitholders
MEIREEEIDFEEE NS - -
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BOCIP Asset Management Investment Funds

TREAHEEEEREES

DISTRIBUTION STATEMENT (UNAUDITED) (continued) RE 5 IRK (REHF%) ()

FOR THE YEAR ENDED 30TH JUNE 2020 8= —Z =24 X AMHE IFFE

BOCIP USD Short
Duration Bond Fund

PREBETEFENPESES
30/6/2020 31/12/2019
et g S —E-hF
AAMA +=AH—A
usb uUsD
ES E

Amount transferred from statement of comprehensive income

HrElERERNSE 413,392 609,067
Distribution to unitholders [f &% & &k S 413,392 609,067

Amount transferred to net assets attributable to unitholders
MEMIREEROFEEBANSHE -
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BOCIP Asset Management Investment Funds

TRRBEEEEREES

STATEMENT OF MOVEMENTS IN PORTFOLIO HOLDINGS (UNAUDITED)

REMERBR (REER)

AS AT 30TH JUNE 2020 R=Z =T 44X AHAH

Listed/Quoted Investments L7 /#ig1RE
Equities KE

China &

Hong Kong &%

Indonesia /e

Korea fi%

Malaysia &7 %

Philippines 322

Singapore #1015

Thailand % E

United States of America &

Japan A

Warrants ZR#E
Thailand % &

Fixed Rate Debt Securities EEEKE%
China F&
Hong Kong &%
United States of America %

Real Estate Investment Trust B ERERETES
Hong Kong &%
Singapore /%

Collective Investment Schemes #ER &84
Hong Kong &%
United States of America %E

Foreign Currency Forward Contracts SNEREAX

Total listed / quoted investments i1 /#ii & 158
Other net assets it F4%E

Net asset at 30 June 2020 R=Z=TFX AMANFEE

BOCIP HK Dollar

BOCIP China Bond Fund Money Market Fund

PRAFTEESES TRABETEETHEES
30/6/2020 31/12/2019 30/6/2019 31/12/2019
bt 2.3 ZB-NEF ZEZ-RE ZZ-NE
RE#A TZAM-A AAMAB +ZA#-8
% of net % of net % of net % of net
asset value asset value asset value asset value
HEEER HEEER HEEER HEEERE
BAL BAL BAL BA
95.41% 95.32% - -
- - 63.42% 96.57%
95.41% 95.32% 63.42% 96.57%
4.59% 4.68% 36.58% 3.43%
100.00% 100.00% 100.00% 100.00%

47



BOCIP Asset Management Investment Funds

TRRBEEEEREES

STATEMENT OF MOVEMENTS IN PORTFOLIO HOLDINGS (UNAUDITED) (continued)
REMASBBR RESR) ()

AS AT 30TH JUNE 2020 R=Z =T 44X AHAH

BOCIP Japan Small &

BOCIP China Value Fund Mid Cap Opp Fund
PHEAFTEEEES RRAHARPNEEBERS
30/6/2020 31/12/2019 30/6/2020 31/12/2019
kS 223 —Z-0E Sk 23 —Z-0E
~AMA +=AH#-R ~A#A +=A#-B
% of net % of net % of net % of net
asset value asset value asset value asset value
EFEEE HFEEE EPEER EFEEE
BAl BAk BAl ARl
Listed/Quoted Investments 7/ #ig# &
Equities KZ
China & - - - _
Hong Kong &% 91.02% 93.83% - -
Indonesia ENfE - - - -
Korea F4 - - - -
Malaysia FRFE - - - -
Philippines 2% - - - -
Singapore s - - - -
Thailand ZE - - _ _
United States of America % 8.01% 4.88% - -
Japan BA - - 96.89% 95.24%
Warrants 25 &2
Thailand & - - - -
Fixed Rate Debt Securities TS &HE%
China & - - - -
Hong Kong &% - - - -
United States of America % - - - -
Real Estate Investment Trust B ERERETES
Hong Kong &7 - - - -
Singapore #1015 - - - -
Collective Investment Schemes #ER &84
Hong Kong &7 - - - -
United States of America %E - - - -
Foreign Currency Forward Contracts SMEEHAH 0.00% 0.00% 0.59% 0.22%
Total listed / quoted investments i1 /#ii & 158 99.03% 98.71% 97.48% 95.46%
Other net assets A5 &E 0.97% 1.29% 2.52% 4.54%
Net asset at 30 June 2020 A=ZE=TF X AMENFEE 100.00% 100.00% 100.00% 100.00%
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BOCIP Asset Management Investment Funds

TRRBEEEEREES

STATEMENT OF MOVEMENTS IN PORTFOLIO HOLDINGS (UNAUDITED) (continued)

REMERBR (REER) (B)

AS AT 30TH JUNE 2020 R=Z =T 44X AHAH

Listed/Quoted Investments L7/ #ig1%&
Equities BZ

China &

Hong Kong &%

Indonesia ENfE

Korea fi%

Malaysia FAFE

Philippines 2%

Singapore s

Thailand &

United States of America %

Japan BA

Warrants 2i##
Thailand Z&E

Fixed Rate Debt Securities E5&EHE%
China &
Hong Kong &%
United States of America %

Real Estate Investment Trust Bt ERERETES
Hong Kong &%
Singapore #1015

Collective Investment Schemes #ER &84
Hong Kong &%
United States of America %&

Foreign Currency Forward Contracts SMEEHAH

Total listed / quoted investments /#5218 %
Other net assets i/ F4E

Net asset at 30 June 2020 A=E-SEAAMBNFEE

BOCIP China Wealth Fund

BOCIP Flexi HKD
Income Fund

PRAFTEHEES FRRAETBENREES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
i 23 —B-hE - e 13 —EB-hE
RAME TZAM-B REMA TZAM-H
% of net % of net % of net % of net
asset value asset value asset value asset value
HEEER HEFEER HEEER HEEERE
BAL BAL BA BAL
93.43% 97.72% - -
- - 77.11% 77.39%
- - 21.87% 21.47%
0.00% 0.00% - -
93.43% 97.72% 98.98% 98.86%
6.57% 2.28% 1.02% 1.14%
100.00% 100.00% 100.00% 100.00%
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BOCIP Asset Management Investment Funds

TRRBEEEEREES

STATEMENT OF MOVEMENTS IN PORTFOLIO HOLDINGS (UNAUDITED) (continued)

REMERBR (REER) (B)

AS AT 30TH JUNE 2020 R=Z =T 44X AHAH

Listed/Quoted Investments L7 /#ig1%&
Equities BZ

China &

Hong Kong &%

Indonesia ENfE

Korea %

Malaysia FAFE

Philippines 2%

Singapore

Thailand &l

United States of America %

Japan A

Warrants 2i##
Thailand %

Fixed Rate Debt Securities E5EHE%
China &
Hong Kong &%
United States of America %3

Real Estate Investment Trust EEREETES
Hong Kong &%
Singapore ¥

Collective Investment Schemes #ER&AA
Hong Kong &%
United States of America &

Foreign Currency Forward Contracts HNEEHEH

Total listed / quoted investments i /#ik & 425
Other net assets 54z

Net asset at 30 June 2020 A=E=TF X AMBMFEE
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BOCIP China BOCIP Hong Kong
Health Care Fund Value Fund

TREAFTERREEES TRAFBEREEES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
Sk 223 —Z-0E Sk 23 —Z-0E
RAMA TZAM-R REMA TZAM-8
% of net % of net % of net % of net
asset value asset value asset value asset value
HEEER HEEER HFEER HEEERE
BAl BAk BAk BAL
68.29% 67.42% - -
26.83% 27.55% 97.32% 97.93%
3.27% 4.01% - -
- - 0.00% 0.00%
98.39% 98.98% 97.32% 97.93%
1.61% 1.02% 2.68% 2.07%
100.00% 100.00% 100.00% 100.00%




BOCIP Asset Management Investment Funds

TRRBEEEEREES

STATEMENT OF MOVEMENTS IN PORTFOLIO HOLDINGS (UNAUDITED) (continued)
REMASBBR RESR) ()

AS AT 30TH JUNE 2020 R=Z =T 44X AHAH

BOCIP Hong Kong BOCIP Shenzhen
Low Volatility Equity Fund Growth Fund
TEAFEREREREES TRAHFERES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
Sk 223 —Z-0E Sk 23 ZZ-NE
RAME TZAM-R RAMA TZAM-B
% of net % of net % of net % of net
asset value asset value asset value asset value
HEEER HFEER EREER HEEERE
BAl BAL BA BAL
Listed/Quoted Investments t7/#ig#R &
Equities BZ
China & - - 92.44% 98.61%
Hong Kong &% 89.00% 94.44% - -

Indonesia ENfE - - - -
Korea Fi%2 - - - -
Malaysia A7 E - - - _
Philippines ZE2E - - - -
Singapore # - - - _
Thailand &l - - - -
United States of America %% - - - -
Japan A - - - _

Warrants 2i##
Thailand % - - - _

Fixed Rate Debt Securities TS &% %
China & - - - -
Hong Kong &% - - - _
United States of America % - - - -

Real Estate Investment Trust Bt ERERETES
Hong Kong &% 0.09% 3.09% - -
Singapore 1 - - - -

Collective Investment Schemes #ER&AA
Hong Kong &% - - - -
United States of America & - - - -

Foreign Currency Forward Contracts HEEHEH - - - -

Total listed / quoted investments £ /##RE % 89.09% 97.53% 92.44% 98.61%
Other net assets i F4%E 10.91% 2.47% 7.56% 1.39%
Net asset at 30 June 2020 R=Z-ZF N AMBHNFEE 100.00% 100.00% 100.00% 100.00%

51



BOCIP Asset Management Investment Funds

TRRBEEEEREES

STATEMENT OF MOVEMENTS IN PORTFOLIO HOLDINGS (UNAUDITED) (continued)
REMASBBR RESR) ()

AS AT 30TH JUNE 2020 R=Z =T 44X AHAH

BOCIP China-A Small BOCIP Asia
and Mid Cap Fund Quality Equity Fund
TERAPEARD N EEES TRERBENEERFES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
Sk 223 —Z-0E Sk 23 ZZ-0E
~AMA TZAM-R ~A#A +=A#-B
% of net % of net % of net % of net
asset value asset value asset value asset value
HEEER HEFEER HFEER HREERE
ARt BAL BAl ARl
Listed/Quoted Investments t7,/#iiRE
Equities BE
China 7 99.16% 99.87% 6.12% 5.09%
Hong Kong &7 - - 36.89% 46.96%
Indonesia e - - 0.00% 0.00%
Korea fi% - - 12.61% 10.05%
Malaysia &7 S - - 1.10% 1.05%
Philippines JE2E - - 0.29% 0.23%
Singapore /% - - 4.25% 5.05%
Thailand Z=E - - 5.20% 5.58%
United States of America & - - 12.63% 15.82%
Japan A7 - - - -
Warrants 2REZ
Thailand =& - - 0.01% 0.00%
Fixed Rate Debt Securities &5E%E%
China & - - - -
Hong Kong &% - - - -
United States of America & - - - -
Real Estate Investment Trust Bt EREETES
Hong Kong &% - - 1.11% 1.27%
Singapore i - - 3.12% 2.68%
Collective Investment Schemes #ER &84
Hong Kong &% - - 1.58% 1.40%
United States of America & - - 4.91% -
Foreign Currency Forward Contracts S\EZHAX - - - -
Total listed / quoted investments i1 /#ii & 158 99.16% 99.87% 89.82% 95.18%
Other net assets £ F&E 0.84% 0.13% 10.18% 4.82%
Net asset at 30 June 2020 A=ZE=TF X AMENFEE 100.00% 100.00% 100.00% 100.00%
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BOCIP Asset Management Investment Funds

TREAHEEEEREES

STATEMENT OF MOVEMENTS IN PORTFOLIO HOLDINGS (UNAUDITED) (continued)
REMASBBR RESR) ()

AS AT 30TH JUNE 2020 R=Z =T 44X AHAH

BOCIP USD Short
Duration Bond Fund

PREFBETEFEBESES
30/6/2020 31/12/2019
—EIBF —E-hF
ANAME +=A#M—B8
% of net % of net
asset value asset value
REEE EREEE
Aotk Btk
Listed/Quoted Investments tri  #giRE
Equities RE
China H & - _
Hong Kong &% - -
Indonesia EN/E - -
Korea %2 - -
Malaysia 27838 - -
Philippines JE2ZE - -
Singapore ¥ - -
Thailand Z=E - -
United States of America £H - -
Japan HZA - -
Warrants RZR#EH
Thailand Z=& - _
Fixed Rate Debt Securities EEEXHH
China # & - -
Hong Kong &% - 2.37%
United States of America £ 95.42% 89.93%
Real Estate Investment Trust Bt EREETES
Hong Kong &% - -
Singapore ¥ - -
Collective Investment Schemes #EREMAS
Hong Kong &% - -
United States of America %E - -
Foreign Currency Forward Contracts SNEEHEH - 0.00%
Total listed / quoted investments i1,/ #i#i% & A48 95.42% 92.30%
Other net assets H b F& E 4.58% 7.70%
Net asset at 30 June 2020 R=Z=_TF N AMANFEE 100.00% 100.00%
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BOCIP Asset Management Investment Funds

TRRBEEEEREES

PERFORMANCE TABLE (UNAUDITED) RE&XRBRK (REEK)
FOR THE YEAR ENDED 30TH JUNE 2020 #Z == ==& X AMBILFE

Net assets value attributable to unitholders T3 E5|E A
NEEFEER

Class A A%

Class A - RMB Hedged Currency Class Units A%~ AR
FRERRIER

Class C C¥

Net asset value per unit EE{FEER
Class A A%
Class A - RMB Hedged Currency Class Units (in HKD)
AfE- AR HRERERIEM (B7)
Class A - RMB Hedged Currency Class Units (in RMB)
- ARMERERERIEML (ARE)
Class C CE

Net assets value attributable to unitholders T3 5|25
NERFEER

Class A A%

Class A - RMB Hedged Currency Class Units A% — AR # 4
RESERIEN

Class C C#f

Net asset value per unit EE{LFEER

Class A A

Class A - RMB Hedged Currency Class Units (in HKD)
A - ARE R ERERIEM (B7)

Class A - RMB Hedged Currency Class Units (in RMB)
AF- ARBHAEBERBM (ARE)

Class C &

54

BOCIP HK Dollar

BOCIP China Bond Fund Money Market Fund
PERATEESES TRABETEETEES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
bt 2.3 ZE-NF St 223 ZEZ-NF
RAH#A TZAM-AR RA#A T+ZAf-A
HKD HKD HKD HKD
B B B BT
- - 8,783,862 5,573,902
179,633,542 181,526,782 - -
- - 11.2473 11.1478
10.3306 10.4395 - -
BOCIP Japan Small &
BOCIP China Value Fund Mid Cap Opp Fund

FRRAVEEEES TREAHATP P ERBES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
i 22 —B-0F st b 22 —B-0F
AAMA +ZAH#-B AAME +ZA#-8
HKD HKD HKD HKD
B B B B
836,527,595 1,185,089,173 29,516,626 29,508,874
2,734,233 3,351,672 - -
6.0106 7.3580 19.5325 19.5273
8.4775 10.5746 - -
7.7307 9.4527 - -




BOCIP Asset Management Investment Funds

TRRBEEEEREES

PERFORMANCE TABLE (UNAUDITED) (continued) #¥&XRBHE REHFXR) ()
FOR THE YEAR ENDED 30TH JUNE 2020 #Z == ==& X AMBILFE

Net assets value attributable to unitholders T35 &M A
NEEFEER

Class A A%

Class A - RMB Hedged Currency Class Units A%~ AR
HEBERIE

Class C 18

Net asset value per unit SB[ FEE(E

Class A A%

Class A - RMB Hedged Currency Class Units (in HKD)
AB- ARBEHERERERN (B7)

Class A - RMB Hedged Currency Class Units (in RMB)
A - ARBEMERERIEL (ARY)

Class C C##

Net assets value attributable to unitholders T 7585 Efif 4
NEEFEER

Class A A%

Class A - RMB Hedged Currency Class Units A% — AR
ESRRIER

Class C &

Net asset value per unit EE{FEER

Class A A%

Class A - RMB Hedged Currency Class Units (in HKD)
Af- ARBHRERERIEN (B7)

Class A - RMB Hedged Currency Class Units (in RMB)
Af- ARBEREREREL (ARY)

Class C C#&

BOCIP China Wealth Fund

BOCIP Flexi HKD Income Fund

FRAAVENERS hRRHETEEREES
30/6/2020  31/12/2019 30/6/2020  31/12/2019
i :3 ZE-NE -t 23 —2-hE
AAMA +ZAM-AR ~AMA +=A#t—-8
HKD HKD HKD HKD
BT BT BT BT
26,175,011 28,115,492 234,587,630 230,513,810
39,543 44,016 - -
8.9729 9.8711 9.3585 9.2885
10.4945 11.8584 - -
9.5701 10.6003 - -

BOCIP China Health Care Fund

BOCIP Hong Kong Value Fund

TRAFTEREEEES TRAFEREEES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
- 22 —B-0E - 22 —E-0F
AAMA TZAM-R REMA TZAM-AR
HKD HKD HKD HKD
BT BT BT BT
4,461,838 3,217,350 7,932,107 9,660,019
- - 25,498 32,313
8.5489 6.3844 8.1304 10.1499
- - 9.1431 11.7275
- - 8.3378 10.4833
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BOCIP Asset Management Investment Funds

TRRBEEEEREES

PERFORMANCE TABLE (UNAUDITED) (continued) #¥&XRBHE REHFXR) ()
FOR THE YEAR ENDED 30TH JUNE 2020 #Z == ==& X AMBILFE

Net assets value attributable to unitholders T35 f#
NEEFEER

Class A A%

Class A - RMB Hedged Currency Class Units A%~ AR
R RRIERN

Class C CE

Net asset value per unit EE{FEER
Class A A%
Class A - RMB Hedged Currency Class Units (in HKD)
AfE- AR HRE RSB (B7)
Class A - RMB Hedged Currency Class Units (in RMB)
- ARMEREHERIEM (ARE)
Class CCE

Net assets value attributable to unitholders T75E5I £t 5
AEEFEER

Class A A%

Class A - RMB Hedged Currency Class Units A~ AR %
HE R

Class CCE

Net asset value per unit SE{FEER
Class A A%
Class A - RMB Hedged Currency Class Units (in HKD)
B- ARBEHERRRIEA (B7)
Class A - RMB Hedged Currency Class Units (in RMB)
Afi- \RBE M ERERIEL (ARY)
Class C C3E
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BOCIP Hong Kong
Low Volatility Equity Fund

BOCIP Shenzhen Growth Fund

TRAFEREREREES FREFRERES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
b 22 ZE-NEF St 2.3 ZE2-NF
ANAMA TZA#-B RE#A TZAM-AR
HKD HKD HKD HKD
BT BT BT B
13,621,242 16,508,718 7,764,780 7,566,834
12.3490 14.9845 9.3477 9.1743
BOCIP China-A Small BOCIP Asia

and Mid Cap Fund Quality Equity Fund

FRAFREAARTNEEES TRABTNEERREES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
i 23 —B-hE ot et 23 ZE2-NE
RAMA TZAH#-B REMA TZAM-H
HKD HKD usp usb
BT BT ESH S
21,434,065 22,151,813 2,954,317 3,347,740
5.3783 5.6388 7.6454 8.8504




BOCIP Asset Management Investment Funds

TRRBEEEEREES

PERFORMANCE TABLE (UNAUDITED) (continued) #¥&XRBHE REHFXR) ()

FOR THE YEAR ENDED 30TH JUNE 2020 #Z= -2 - 24X AMBE IFFE

Net assets value attributable to unitholders 3485 E(135H AFELF
BEE

Class A A%

Class A - RMB Hedged Currency Class Units A%E— A R % &g 5|
B

Class C C#a

Net asset value per unit BB FEEE
Class A A&
Class A - RMB Hedged Currency Class Units (in HKD)
- ARBEREEIRRIERS (8T)
Class A - RMB Hedged Currency Class Units (in RMB)
A — ARBEIR AR EL (ARE)
Class C C#8

BOCIP USD Short
Duration Bond Fund

PERBETEFANESES
30/6/2020 31/12/2019
BE B i
ANAMAE +=AM—A
usbD usbD

5 %5
28,040,232 27,425,005
10.2615 10.1886
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BOCIP Asset Management Investment Funds

TRRBEEEEREES

PERFORMANCE RECORD (UNAUDITED) #&XRBE 8% (REEX)
FOR THE YEAR ENDED 30TH JUNE 2020 #Z == ==& X AMBILFE

BOCIP China Bond Fund

BOCIP HK Dollar
Money Market Fund

TERHFEESES FREFETEETHEES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
—BCRRE —E2-hE It b %2 —E2-nE
AAME +=A#-A ANAME +=A#-A
HKD HKD HKD HKD
BT BT BT BT
Highest issue price per unit 8 &&= ETE
Class A A%E - - 11.2473 11.1478
Class A - RMB Hedged Currency Class Units (in RMB)
AR - ARBHRERERIENL (ARE) - - - -
CIass A - RMB Hedged Currency Class Units (in HKD)
A - ARBHREBEREMN (BT - - - -
Class C C¥# 10.5355 10.7506 - -
Lowest redemption price per unit & & HIKERE
Class AASE - - 11.1496 10.9322
Class A - RMB Hedged Currency Class Units (in RMB)
- ARBEAERERIEL (ARS) - - - -
Class A - RMB Hedged Currency Class Units (in HKD)
AR - ARBERERERIEN (B) - - - -
CIass CCH 10.3196 10.1512 - -

BOCIP China Value Fund

BOCIP Japan Small &
Mid Cap Opp Fund

REAHTEEEES RRFHATT D EERBES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
ZEC%F ZB-NF b St 223 ZE2-hE
AAMA TZAM-H AAMA TZAM-AH
HKD HKD HKD HKD
BT BT BT BT
Highest issue price per unit &1 &5 %/7(E
Class A A% 7.4197 8.0564 19.9518 19.5711
Class A - RMB Hedged Currency Class Units (in RMB)
AB- ARBEHRERIARIERL (ARY) 9.5082 10.2597 - -
Class A - RMB Hedged Currency Class Units (in HKD)
AR - AR EBIERIEMN (BT 10.6941 11.9810 - -
CIass CCH - - - -
Lowest redemption price per unit & & HIKERE
Class A A% 5.3373 6.3962 13.8045 15.5405
Class A - RMB Hedged Currency Class Units (in RMB)
A - ARBEHRERIARIERL (ARK) 6.8582 8.1582 - -
Class A - RMB Hedged Currency Class Units (in HKD)
M- ARBERERERIEN (BT) 7.4470 9.0848 - -
Class C C3# - - - -
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BOCIP Asset Management Investment Funds

TRRBEEEEREES

PERFORMANCE RECORD (UNAUDITED) (continued) & X B8 CREER) (F)
FOR THE YEAR ENDED 30TH JUNE 2020 #Z == ==& X AMBILFE

BOCIP China Wealth Fund

BOCIP Flexi HKD
Income Fund

TEAHFENEES FREFETBTNEES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
—BCRF —E2-hE b Sd %2 —E2-nE
AAME +=A#-A AAME +=A#-A
HKD HKD HKD HKD
BT BT BT BT
Highest issue price per unit SEfI5E%7E
Class A A%E 10.1667 9.8848 9.3909 9.3243
Class A - RMB Hedged Currency Class Units (in RMB)
AR - ARBEHREREARIEL (ARY) 10.8820 10.6160 - -
Class A - RMB Hedged Currency Class Units (in HKD)
AR - ARMBERERRRIEMN (B7T) 12.3142 11.8584 - -
Class C C¥2 - - - -
Lowest redemption price per unit & & HIKERE
Class A A%E 7.8052 7.7025 9.1414 9.2617
Class A - RMB Hedged Currency Class Units (in RMB)
- ARBEAERERIEL (ARS) 8.3561 8.3132 - -
Class A - RMB Hedged Currency Class Units (in HKD)
AR - ARBERERRRIEN (B) 9.0736 9.4596 - -
Class C C## - - - -
BOCIP China BOCIP Hong Kong
Health Care Fund Value Fund
FRAFPERREEES THRAHEBEEES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
ZECBF ZE-hE b St 223 ZZ2-hE
AAMA TZAM-H RAMA TZAM-AR
HKD HKD HKD HKD
BT B BT BT
Highest issue price per unit &8 &5%/7(E
Class A A% 8.5489 6.7529 10.2136 11.3308
Class A - RMB Hedged Currency Class Units (in RMB)
AB— ARBERERERBI (ARE) - - 10.5175 11.7509
Class A - RMB Hedged Currency Class Units (in HKD)
AR - ARBERERIRRIEN (BT) - - 11.9017 13.7334
Class C C## - - - -
Lowest redemption price per unit &£ &K@ E
Class A A% 5.9626 4.7218 7.3545 9.2854
Class A - RMB Hedged Currency Class Units (in RMB)
A - ARBEHRERIARIERL (ARK) - - 7.5742 9.5956
Class A - RMB Hedged Currency Class Units (in HKD)
M- ARBERERERIEN (BT) - -

Class C C3# -

8.2425

10.6215
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BOCIP Asset Management Investment Funds

TRRBEEEEREES

PERFORMANCE RECORD (UNAUDITED) (continued) & X B8 CREER) (F)
FOR THE YEAR ENDED 30TH JUNE 2020 #Z == ==& X AMBILFE

BOCIP Hong Kong

Low Volatility Equity Fund BOCIP Shenzhen Growth Fund
TPREHEEEREREES TRAHRERES

30/6/2020 31/12/2019 30/6/2020 31/12/2019

—BCRFE —2-hE ZECEF ZB-NF

AAME +=A#-8 AAME +=A#-A

HKD HKD HKD HKD

BT BT BT BT

Highest issue price per unit S Ef155%17{E
Class A A% 15.2149 15.7127 9.9974 10.2015
Class A - RMB Hedged Currency Class Units (in RMB)
AB - ARBHRERERENL (ARE) - - - -
Class A - RMB Hedged Currency Class Units (in HKD)
AB- ARBEHRERERIENL (BT) - - - -
Class C C## - - - -

Lowest redemption price per unit &Efi&(XEEE
Class A A2 11.265 13.2719 8.1822 6.8259
Class A - RMB Hedged Currency Class Units (in RMB)
AR - ARBEREREREL (ARE) - - - -
Class A - RMB Hedged Currency Class Units (in HKD)
AB- ARBHRERIRPIEN (BT) - - - -
Class C C}# - - - -

BOCIP China-A Small BOCIP Asia
and Mid Cap Fund Quality Equity Fund
FREATEARTNEEES PREFTNEEREES
30/6/2020 31/12/2019 30/6/2020 31/12/2019
—BCRE ZE-hE b St 223 ZE-hE
AAMA +=A#-8 AAMA TZA#-8
HKD HKD usb usb
BT B ES ES

Highest issue price per unit 8EfI&2%{7E
Class A A% 5.9288 7.2758 8.9062 9.4075
Class A - RMB Hedged Currency Class Units (in RMB)
AR - ARBEHRERERIEML (ARK) - - - -
CIass A - RMB Hedged Currency Class Units (in HKD)
A - ARBH R EBEREN (BT - - - -
Class C C#2 - - - -

fs o

Lowest redemption price per unit & & KIEREEE
Class A A%E 4.9577 4.8231 6.5197 8.0045
Class A - RMB Hedged Currency Class Units (in RMB)
AR - ARBEHREREARIEML (ARY) - - - -
CIass A - RMB Hedged Currency Class Units (in HKD)
AR - ARBERERERIEMN (BT) - - - -
Class C C¥# - - - -
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BOCIP Asset Management Investment Funds

TRRBEEEEREES

PERFORMANCE RECORD (UNAUDITED) (continued) & X B8 CREER) (F)

FOR THE YEAR ENDED 30TH JUNE 2020 #Z= -2 - 24X AMBE IFFE

o]

Highest issue price per unit & ¥ {75 %TE
Class A A%
Class A - RMB Hedged Currency Class Units (in RMB)
A - ARBEPEERARISEM (ARE)
Class A - RMB Hedged Currency Class Units (in HKD)
AfE— ARBE GBS (BT)
Class C C#&

= e

Lowest redemption price per unit & &7 &K fE[E &
Class A A%g
Class A - RMB Hedged Currency Class Units (in RMB)
AR — ARBEDRE AR EML (ART)
Class A - RMB Hedged Currency Class Units (in HKD)
- AR R EERI B (BT)
Class C C#8

BOCIP USD Short

Duration Bond Fund

PRRBETETRBESES
30/6/2020 31/12/2019
—g-%F —2-hnE
NAMA +=A#M—A
usD uUsD

=57 =57
10.2877 10.2196
10.1136 9.9981

61



BOCIP Asset Management Investment Funds

TREAHEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) R&MH A (REERK)
AS AT 30TH JUNE 2020 A== =ZF X AHH

BOCIP China Bond Fund FS#RHTHEESES

% of
Holding Fair Value net assets
BRE ATFE GHEEFRE
ZED
HKD
BT
Listed / Quoted Investments (%) Lt #i#RE (%)
Fixed Rate Debt Securities EEEXEH
China #E
AGRICULTURAL DEVELOPMENT BANK OF CHINA CO LTD 3.12%

A 171UL2022 100,000 11,072,370 6.16%
CHINA DEVELOPMENT BANK CORP 4.88% A 09FEB2028 100,000 12,063,645 6.72%
CHINA GOVT BOND 2.24% A 05MAR2023 100,000 10,924,529 6.08%
CHINA GOVT BOND 2.75% A 01SEP2023 100,000 11,044,564 6.15%
CHINA GOVT BOND 2.9% S/A 05MAY2026 100,000 11,038,308 6.14%
CHINA GOVT BOND 3.05% A 220CT2022 100,000 11,128,301 6.20%
CHINA GOVT BOND 3.17% A 110CT2021 100,000 11,118,835 6.19%
CHINA GOVT BOND 3.19% A 11APR2024 200,000 22,453,703 12.49%
CHINA GOVT BOND 3.29% S/A 23MAY2029 100,000 11,288,841 6.28%
CHINA GOVT BOND 3.6% A 06SEP2025 100,000 11,513,539 6.41%
CHINA PETROLEUM & CHEMICAL CORP 4.9% A 01JUN2022 30,000 3,460,701 1.93%
CHINA RAILWAY CORP 4.53% A 05NOV2024 100,000 11,488,154 6.40%
CHINA RESOURCES LAND HLDGS LTD 2.42% A 06MAY2023 100,000 10,707,554 5.96%
CHINA SOUTHERN POWER GRID CO LTD 3.53% A 11JAN2022 100,000 11,079,821 6.17%
PETROCHINA CO LTD 3.85% A 120CT2020 100,000 11,003,402 6.13%

171,386,267 95.41%

TOTAL INVESTMENTS PORTFOLIO REMASHEEE 171,386,267 95.41%

OTHER NET ASSETS Hit&&EFE 8,247,275 4.59%
NET ASSETS AS AT 30TH JUNE 2020

R-B-ZEXAMBNFEELE 179,633,542 100.00%

TOTAL INVESTMENT, AT COST R&#%F - A E 177,277,074

Note: Investments are accounted for on a trade-date basis.
MisE - REERHBEEAIR -
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BOCIP Asset Management Investment Funds

TREAHEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) (continued) &#H4 (REFZ) ()
AS AT 30TH JUNE 2020 A== =ZF X AHH

BOCIP HK Dollar Money Market Fund HRHETE¥HEES

% of
Holding Fair Value net assets
BRE AFE HEEFE
A= =4
HKD
BT
Listed / Quoted Investments (%) Lt ##RE (%)
Collective Investment Scheme #EREMAS
Hong Kong &
BOCHK HKD MONEY MARKET FUND - CLASS A
RIEESBTEETISES AN 456,658 5,570,869 63.42%
TOTAL INVESTMENTS PORTFOLIO REMASHEEE 5,570,869 63.42%
OTHER NET ASSETS Hth&EFE 3,212,993 36.58%
NET ASSETS AS AT 30TH JUNE 2020
R-B-_ZEXAMBNTEELR 8,783,862 100%

TOTAL INVESTMENT, AT COST ®& 4% - IR AE 5,151,514

Note: Investments are accounted for on a trade-date basis.
Mt - REERHBEEAIR -
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BOCIP Asset Management Investment Funds

TREAHEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) (continued) #&4A4 (REEX) (F)

AS AT 30TH JUNE 2020 B =Z —Z4 X AH

BOCIP China Value Fund F#&HTEEEES

Holding
BRE

Listed / Quoted Investments (%) Lt ##RE (%)
Equity Securities 7% %
Hong Kong &%
AAC TECHNOLOGIES HLDGS INC 205,000
AGRICULTURAL BANK OF CHINA LTD-H 4,419,000
ANGANG STEEL CO LTD-H 4,375,800
ANHUI CONCH CEMENT CO LTD-H 486,500
BANK OF CHINA LTD-H 11,316,000
BANK OF COMMUNICATIONS CO LTD-H 7,480,000
BYD ELECTRONIC (INTL) CO LTD 215,000
CHINA COMMUNICATIONS CONSTRUCTION CO LTD-H 3,519,000
CHINA CONCH VENTURE HLDGS LTD 474,000
CHINA CONSTRUCTION BANK CORP-H 6,793,000
CHINA LIFE INSURANCE CO LTD-H 1,659,000
CHINA MERCHANTS BANK CO LTD-H 1,155,000
CHINA MOBILE LTD 213,000
CHINA NATIONAL BUILDING MATERIAL CO LTD-H 4,900,000
CHINA OVERSEAS LAND & INVESTMENT LTD 1,499,000
CHINA PACIFIC INSURANCE (GROUP) CO-H 1,396,000
CHINA PETROLEUM & CHEMICAL CORP-H 6,160,000
CHINA RAILWAY CONSTRUCTION CORP LTD-H 1,787,000
CHINA RAILWAY GROUP LTD-H 3,240,000
CHINA RESOURCES LAND LTD 1,332,000
CHINA TELECOM CORP LTD-H 6,240,000
CHINA UNICOM (HONG KONG) LTD 1,876,000
CITIC LTD 1,300,000
CITIC SECURITIES CO LTD-H 2,014,500
CNOOC LTD 1,636,000
COSCO SHIPPING DEVELOPMENT CO LTD-H 5,100,000
CRRC CORP LTD-H 830,000
GUANGZHOU AUTOMOBILE GROUP CO LTD-H 1,952,000
HAITONG SECURITIES CO LTD-H 3,240,800
INDUSTRIAL & COMMERCIAL BK OF CHINA-H 7,468,000
JIANGXI COPPER CO LTD-H 1,822,000
MAANSHAN IRON & STEEL CO LTD-H 3,860,000
NINE DRAGONS PAPER HLDGS LTD 1,127,000
PETROCHINA CO LTD-H 4,090,000
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Fair Value
AFE

HKD
BT

9,747,750
13,787,280

8,270,262
25,395,300
32,476,920
35,754,400

3,814,100
15,378,030
15,499,800
42,592,110
25,880,400
41,175,750
11,139,900
40,425,000
35,151,550
28,897,200
19,896,800
10,882,830
12,895,200
39,094,200
13,540,800

7,860,440

9,464,000
29,532,570
14,102,320

3,774,000

2,714,100
10,911,680
20,287,408
35,099,600
14,229,820

8,028,800

7,900,270
10,511,300

% of

net assets
HEEFE
ZEDL

1.16%
1.64%
0.99%
3.03%
3.87%
4.26%
0.45%
1.83%
1.85%
5.07%
3.08%
4.91%
1.33%
4.82%
4.19%
3.44%
2.37%
1.30%
1.54%
4.65%
1.61%
0.94%
1.13%
3.52%
1.68%
0.45%
0.32%
1.30%
2.42%
4.18%
1.70%
0.96%
0.94%
1.25%



BOCIP Asset Management Investment Funds

TREAHEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) (continued) #&4A4 (REEX) (F)
AS AT 30TH JUNE 2020 A== =ZF X AHH

BOCIP China Value Fund (continued) F#ERHETEEEES (&)

% of
Holding Fair Value net assets
BRE DVE HEEFE
ZBD

HKD

BT
PING AN INSURANCE GROUP CO OF CHINA LTD-H 470,500 36,463,750 4.34%
SEMICONDUCTOR MANUFACTURING INTL CORP 1,152,000 31,104,000 3.71%
SINO BIOPHARMACEUTICAL LTD 1,064,000 15,534,400 1.85%
SINOTRUK (HONG KONG) LTD 730,000 14,636,500 1.74%
SUN ART RETAIL GROUP LTD 568,000 7,520,320 0.90%
YANZHOU COAL MINING CO LTD-H 440,000 2,547,600 0.30%

763,918,460 91.02%

United States of America £

58.COM INC-ADR 11,300 4,724,070 0.56%
BAIDU INC-ADR 17,200 15,982,265 1.90%
JOYY INC-SOPNSORED ADR 15,500 10,637,686 1.27%
TRIP.COM GROUP LTD-ADR 27,500 5,524,521 0.66%
VIPSHOP HLDGS LTD-ADS 196,500 30,322,201 3.62%

67,190,743 8.01%

Derivatives 74T &
Foreign currency forward contracts SMNEEHAH

Buy CNY 2,400,000 Sell HKD 2,622,378
H A 2,400,000 AR#RLE N 2,622,378/

counterparty: BNY Mellon ¥/F7 : BNY Mellon 5,263 0.00%
TOTAL INVESTMENTS PORTFOLIO REMASHEEE 831,114,466 99.03%
OTHER NET ASSETS Hfth&EEFE 8,147,362 0.97%

NET ASSETS AS AT 30TH JUNE 2020
R-B-ZREXAMBNFRESR 839,261,828  100.00%

TOTAL INVESTMENT, AT COST RE#%E & REAE 976,727,912

Note: Investments are accounted for on a trade-date basis.
Mt - RERRHBEEAIR -
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BOCIP Asset Management Investment Funds

TREAHEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) (continued) &#H4 (REFZ) ()
AS AT 30TH JUNE 2020 A== =ZF X AHH

BOCIP Japan Small & Mid Cap Opportunity Fund FRH RPN EEKBES

% of
Holding Fair Value net assets
BRE AFE HEEFE
ZESHL
HKD
BT
Listed / Quoted Investments (%) Lt ##RE (%)
Equity Securities [RZ & %
Japan B%
ALPS ALPINE CO LTD 7,400 733,629 2.49%
BANDAI NAMCO HLDGS INC 2,700 1,099,215 3.72%
DAIWA HOUSE INDUSTRY CO LTD 4,300 785,253 2.66%
DENA CO LTD 4,400 424,833 1.44%
FUKUSHIMA GALILEI CO LTD 4,700 1,153,067 3.91%
GMO INTERNET INC 7,800 1,668,166 5.65%
HASEKO CORP 18,600 1,814,590 6.15%
M3 INC 7,900 2,602,150 8.81%
METAWATER CO LTD 5,600 1,991,403 6.75%
NEXON CO LTD 10,900 1,908,305 6.47%
OMRON CORP 2,800 1,452,316 4.92%
PAN PACIFIC INTL HLDGS CORP 10,000 1,701,888 5.77%
PERSOL HLDGS CO LTD 7,600 808,055 2.74%
RYOHIN KEIKAKU CO LTD 7,000 766,891 2.60%
SHIONOGI & CO LTD 3,900 1,891,186 6.40%
SHIP HEALTHCARE HLDGS INC 4,400 1,417,689 4.80%
SOLASTO CORP 18,000 1,383,637 4.69%
TAISEI CORP 4,300 1,210,934 4.10%
TORAY INDUSTRIES INC 21,700 791,155 2.68%
TSURUHA HLDGS INC 2,000 2,133,646 7.22%
YAMAHA MOTOR CO LTD 7,100 860,987 2.92%

28,598,995 96.89%
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BOCIP Asset Management Investment Funds

TREAHEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) (continued) &#H4 (REFZ) ()
AS AT 30TH JUNE 2020 A== =ZF X AHH

BOCIP Japan Small & Mid Cap Opportunity Fund (continued)

PEREHARFNEEREBES ()
% of
Holding Fair Value net assets
HRE AFE (HEEFE
2B
HKD
BT
Derivatives 74T &
Foreign currency forward contracts #MNEERHEH
Buy HKD26,359,394 Sell JPY364,300,000
B A 26,359,394 57T & 364,300,000 A
counterparty: BNY Mellon ¥/5 7 : BNY Mellon 173,721 0.59%
TOTAL INVESTMENTS PORTFOLIO REMASHEEE 28,772,716 97.48%
OTHER NET ASSETS Hth&EFE 743,910 2.52%
NET ASSETS AS AT 30TH JUNE 2020
R-B-ZEXAMBNFIEELE 29,516,626 100%

TOTAL INVESTMENT, AT COST &4 % - A E 23,492,987

Note: Investments are accounted for on a trade-date basis.
T - IREIRR HBEEANR -
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BOCIP Asset Management Investment Funds

TREAHEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) (continued) #&4A4 (REEX) (F)
AS AT 30TH JUNE 2020 A== =ZF X AHH

BOCIP China Wealth Fund H#RE+TEHEMEES

% of
Holding Fair Value net assets
BRE AFE HEEFE
ZEDHL
HKD
BT
Listed / Quoted Investments (%) Lt ##RE (%)
Equity Securities [RZ 3 %
Hong Kong &%
AGILE GROUP HLDGS LTD 86,000 784,320 2.99%
ALIBABA GROUP HLDG LTD 11,800 2,473,280 9.44%
A-LIVING SERVICES CO LTD-H 38,000 1,483,900 5.66%
ANHUI CONCH CEMENT CO LTD-H 22,000 1,148,400 4.38%
BANK OF CHINA LTD-H 300,000 861,000 3.28%
CHINA CONSTRUCTION BANK CORP-H 190,000 1,191,300 4.54%
CHINA MENGNIU DAIRY CO LTD 16,000 473,600 1.81%
CHINA OVERSEAS LAND & INVESTMENT LTD 30,000 703,500 2.68%
CHINA RESOURCES LAND LTD 24,000 704,400 2.69%
CSPC PHARMACEUTICAL GROUP LTD 38,400 562,176 2.14%
ENN ENERGY HLDGS LTD 10,000 872,000 3.33%
GEELY AUTOMOBILE HLDGS LTD 50,000 610,000 2.33%
INDUSTRIAL & COMMERCIAL BK OF CHINA-H 232,000 1,090,400 4.16%
KWG GROUP HLDGS LTD 78,000 1,015,560 3.87%
LI NING CO LTD 20,000 492,000 1.88%
PICC PROPERTY & CASUALTY CO LTD-H 120,000 766,800 2.93%
PING AN INSURANCE GROUP CO OF CHINA LTD-H 28,000 2,170,000 8.28%
SHIMAO GROUP HLDGS LTD 30,000 984,000 3.75%
SUNNY OPTICAL TECHNOLOGY GROUP CO LTD 4,500 558,000 2.13%
TENCENT HLDGS LTD 5,000 2,493,000 9.52%
TINGYI (CAYMAN ISLANDS) HLDG CORP 40,000 480,800 1.83%
TOPSPORTS INTL HLDGS LTD 60,000 594,000 2.27%
WANT WANT CHINA HLDGS LTD 200,000 1,170,000 4.46%
WEICHAI POWER CO LTD-H 56,000 808,640 3.08%

24,491,076 93.43%
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BOCIP Asset Management Investment Funds

TREAHEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) (continued) #&#H4 (REHFX) ()
AS AT 30TH JUNE 2020 A== =ZF X AHH

BOCIP China Wealth Fund (continued) F#FHTETELS (&)

% of
Holding Fair Value net assets
BRE AFE HEERE
ZED
HKD
BT
Derivatives $T4£ T &
Foreign currency forward contracts SNEEHEH
Buy CNY35,000 Sell HKD38,243
E A35,000 AR# R FE T 38,243 7T
counterparty: BNY Mellon ¥/5 75 : BNY Mellon 77 0.00%
TOTAL INVESTMENTS PORTFOLIO #R&EASHEEE 24,491,153 93.43%
OTHER NET ASSETS Hfth&EEFE 1,723,401 6.57%
NET ASSETS AS AT 30TH JUNE 2020
R-B-SFAAMBNFEERRE 26,214,554 100%

TOTAL INVESTMENT, AT COST &84 » A AME 22,074,619

Note: Investments are accounted for on a trade-date basis.
FisE - RERZHBEEAR o
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TREAHEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) (continued) #&4A4 (REEX) (F)

AS AT 30TH JUNE 2020 B =Z —Z4 X AH

BOCIP Flexi HKD Income Fund FS#RHBTEITRZES

Listed / Quoted Investments (%) Lt ##RE (%)
Fixed Rate Debt Securities EEE&HK&HH
Hong Kong &%

AIA GROUP LTD 2.95% Q 16JUL2022

BANK OF CHINA LTD/HONG KONG 3.3% S/A 20NOV2020

BANK OF COMMUNICATIONS CO LTD/HONG KONG 2.08% A
20JUL2020 FXCD

BANK OF COMMUNICATIONS CO LTD/HONG KONG 2.58% A
29]JAN2021 FXCD

BANK OF COMMUNICATIONS CO LTD/HONG KONG 2.9% A
06JUL2020 FXCD

CATHAY PACIFIC MTN FINANCING LTD 2.35% A 23SEP2021

CATHAY PACIFIC MTN FINANCING LTD 3.38% Q 080CT2022

CDBL FUNDING 2 3.2% Q 23]JAN2021

CHINA OVERSEAS FINANCE CAYMAN VIII LTD 2.9% A
15JAN2025

CITIC LTD 4.35% S/A 25]JUL2024

HAITONG INTL SECURITIES GROUP LTD 2.5% A 21APR2021

HENDERSON LAND MTN LTD 2.75% Q 24MAY2022

HENDERSON LAND MTN LTD 2.8% Q 250CT2020

HENDERSON LAND MTN LTD 3.092% A 22JAN2025

HK GOVT 0.97% S/A 20JUN2022

HK GOVT 1.48% S/A 23AUG2021

HK GOVT 1.7% S/A 24MAY2021

HK GOVT 2.71% S/A 20FEB2023

HLP FINANCE LTD 3.55% S/A 050CT2022

HLP FINANCE LTD 4.75% S/A 30JAN2024

HONG KONG GOVERNMENT BOND PROGRAMME 2.46% S/A
04AUG2021

HYSAN MTN LTD 4% Q 18]JAN2022

K WAH INTL FINANCIAL SERVICES LTD 4.25% Q 06SEP2021

K WAH INTL FINANCIAL SERVICES LTD 4.38% Q 05JUL2021

MTR CORP LTD 1.835% A 04MAR2021

MUFG BANK LTD/HONG KONG 2.42% A 09MAY2022 FXCD

NWD MTN LTD 4.65% A 16MAR2026
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Holding
BRE

4,000,000
10,000,000

10,000,000
5,000,000

5,000,000
2,000,000
4,000,000
5,000,000

5,000,000
3,000,000
5,000,000
5,000,000
5,000,000
5,000,000

10,000,000

10,000,000
4,000,000
5,000,000
5,000,000
6,000,000

5,000,000
10,000,000
1,500,000
5,000,000
10,000,000
5,000,000
3,000,000

Fair Value
AFE

HKD
BT

4,104,708
10,089,700

10,005,970
5,048,047

5,000,768
1,982,165
4,053,730
5,037,190

5,093,555
3,264,727
5,017,928
5,092,805
5,020,951
5,230,847

10,140,000

10,145,000
4,053,600
5,324,500
5,163,572
6,517,504

5,122,500
10,418,730
1,524,387
5,078,178
10,029,771
5,091,935
3,273,325

% of

net assets
HEERE
2Bt

1.75%
4.30%

4.27%

2.15%

2.13%
0.84%
1.73%
2.15%

2.17%
1.39%
2.14%
2.17%
2.14%
2.23%
4.32%
4.32%
1.73%
2.27%
2.20%
2.78%

2.18%
4.45%
0.65%
2.16%
4.28%
2.17%
1.40%



BOCIP Asset Management Investment Funds

TREAHEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) (continued) #&4A4 (REEX) (F)

AS AT 30TH JUNE 2020 B =Z —Z4 X AH

BOCIP Flexi HKD Income Fund (continued) f#FHETEERFZES (F)

NWD MTN LTD 5.9% S/A 18SEP2023

SUN HUNG KAI PROPERTIES CAPITAL MARKET LTD 2.55% Q
24JUL2024

SUN HUNG KAI PROPERTIES CAPITAL MARKET LTD 2.75% Q
30APR2021

SWIRE PACIFIC MTN FINANCING LTD 2.5% Q 27APR2022

WHARF FINANCE BVI LTD 3.3% Q 07SEP2023

WHARF REIC FINANCE BVI LTD 2.1% Q 16MAR2027

United States of America %E

BANK OF EAST ASIA LTD 5.875% S/A PERP

CHINA AOYUAN GROUP LTD 7.95% S/A 19FEB2023

CHINALCO CAPITAL HLDGS LTD 4% S/A 25AUG2021

CHONG HING BANK 3.876% S/A 26]JUL2027

CIFI HLDGS GROUP CO LTD 6.45% S/A 07NOV2024

ELECT GLOBAL INVESTMENTS LTD 4.1% S/A PERP

EMPEROR INTL HLDGS LTD 5% S/A 30MAR2022

ESTATE SKY LTD 4.875% S/A 08AUG2021

GEMDALE EVER PROSPERITY INVESTMENT LTD 6% S/A
06SEP2021

GREENLAND GLOBAL INVESTMENT LTD 5.6% S/A 13NOV2022

LENOVO GROUP LTD 5.875% S/A 24APR2025

LI & FUNG LTD 4.375% S/A 040CT2024

LOGAN GROUP CO LTD 5.75% S/A 14JAN2025

LS FINANCE 2022 LTD 4.25% S/A 160CT2022

MELCO RESORTS FINANCE LTD 4.875% S/A 06JUN2025 REGS

SHUI ON DEVELOPMENT HLDG LTD 5.5% S/A 03MAR2025

SUN HUNG KAI & CO BVI LTD 4.75% S/A 31MAY2021

TIMES CHINA HLDGS LTD 6% S/A 05MAY2021

VANKE REAL ESTATE HONG KONG CO LTD 3M L+1.55% Q
25MAY2023

WANDA PROPERTIES OVERSEAS LTD 6.95% S/A 05DEC2022

Holding
BFRE

5,000,000
5,000,000

4,000,000
2,000,000
6,000,000
2,000,000

300,000
300,000
200,000
500,000
200,000
200,000
300,000
500,000

200,000
300,000
200,000
500,000
200,000
300,000
300,000
500,000
500,000
200,000

500,000
500,000

% of
Fair Value net assets
NFE (HEERE
2B

HKD

BT
5,539,655 2.36%
5,174,435 2.21%
4,058,168 1.73%
2,022,770 0.86%
6,169,265 2.63%
1,998,099 0.85%
180,888,481 77.11%
2,247,662 0.96%
2,419,675 1.03%
1,560,925 0.67%
3,808,455 1.62%
1,579,046 0.67%
1,497,681 0.64%
2,226,255 0.95%
3,787,990 1.61%
1,579,309 0.67%
2,290,444 0.98%
1,622,123 0.69%
3,835,504 1.63%
1,546,912 0.66%
2,256,372 0.96%
2,351,316 1.01%
3,689,873 1.57%
3,846,140 1.64%
1,557,515 0.67%
3,809,695 1.62%
3,797,527 1.62%
51,310,419 21.87%
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BOCIP Asset Management Investment Funds

TREAHEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) (continued) &#H4 (REFZ) ()

AS AT 30TH JUNE 2020 X =Z —Z4 X AH

BOCIP Flexi HKD Income Fund (continued) ##FHETEERFZES (F)

Holding
BiRE

TOTAL INVESTMENTS PORTFOLIO #&HAHEE

OTHER NET ASSETS Hfth &EFE

NET ASSETS AS AT 30 JUNE 2020
RE-ZB-Z2FAAMBNEBEEELR

TOTAL INVESTMENT, AT COST RE#E & IREAE

Note: Investments are accounted for on a trade-date basis.
Mi5E - RERZHBEEAIR -
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% of
Fair Value net assets
NFE  (HEERE
2B

HKD

BT
232,198,900 98.98%
2,388,730 1.02%
234,587,630 100.00%

230,447,222



BOCIP Asset Management Investment Funds

TREAHEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) (continued) &#H4 (REFZ) ()

AS AT 30TH JUNE 2020 X =Z —Z4 X AH

BOCIP China Health Care Fund ##RHTEREEEES

Listed / Quoted Investments (%) £ #i#RE (%)
Equity Securities R 7 %
China #E

AIER EYE HOSPITAL GROUP CO LTD-A

ASYMCHEM LABORATORIES TIANJIN CO LTD-A

AUTOBIO DIAGNOSTICS CO LTD-A

BEIJING TIANTAN BIOLOGICAL PRODUCTS CORP LTD-A

BEIJING TONGRENTANG CO LTD-A

CHANGCHUN HIGH & NEW TECHNOLOGY INDUSTRIES
(GROUP) INC-A

CHINA NATIONAL MEDICINES CORP LTD-A

CHINA RESOURCES DOUBLE-CRANE PHARMACEUTICAL CO
LTD-A

CHONGQING ZHIFEI BIOLOGICAL PRODUCTS CO LTD-A

GUANGZHOU BAIYUNSHAN PHARMACEUTICAL HLDGS CO
LTD-A

GUANGZHOU KINGMED DIAGNOSTICS GROUP CO LTD-A

HANGZHOU TIGERMED CONSULTING CO LTD-A

HUALAN BIOLOGICAL ENGINEERING INC-A

HUBEI JUMPCAN PHARMACEUTICAL CO LTD-A

JIANGSU HENGRUI MEDICINE CO LTD-A

JINYU BIO-TECHNOLOGY CO LTD-A

JOINCARE PHARMACEUTICAL GROUP INDUSTRY CO LTD-A

LEPU MEDICAL TECHNOLOGY BEIJING CO LTD-A

MEINIAN ONEHEALTH HEALTHCARE HLDGS CO LTD-A

SHANGHAI FOSUN PHARMACEUTICAL GROUP CO LTD-A

SHANGHAI PHARMACEUTICALS HLDG CO LTD-A

SHENZHEN MINDRAY BIO-MEDICAL ELECTRONICS CO LTD-A

SICHUAN KELUN PHARMACEUTICAL CO LTD-A

TONGHUA DONGBAO PHARMACEUTICAL CO LTD-A

TOPCHOICE MEDICAL INVESTMENT CORP-A

WALVAX BIOTECHNOLOGY CO LTD-A

WINNING HEALTH TECHNOLOGY GROUP CO LTD-A

Holding
BRE

1,755
200
200

2,100

1,700

400
1,900

1,680
1,100

900
1,300

900
1,560

700
3,039
5,060
6,000
2,500
7,541
2,300
2,315

600
1,800
1,855

300
1,700
6,640

Fair Value
AFE

HKD
BT

83,620
53,294
35,626
104,388
50,557

190,939
84,737

24,355
120,806

31,908
127,589
100,549

85,722

19,543
307,594
154,478
106,852
100,119
119,162

85,375

46,660
201,137

41,451

35,456

54,864

97,610
167,035

% of

net assets
hEERE
2Bt

1.87%
1.19%
0.80%
2.34%
1.13%

4.28%
1.90%

0.55%
2.71%

0.72%
2.86%
2.25%
1.92%
0.44%
6.90%
3.46%
2.39%
2.24%
2.67%
1.91%
1.05%
4.51%
0.93%
0.79%
1.23%
2.19%
3.74%
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TREAHEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) (continued) #&4A4 (REEX) (F)

AS AT 30TH JUNE 2020 B =Z —Z4 X AH

BOCIP China Health Care Fund (continued) THRHETEEEEEES (&)

WUXI APPTEC CO LTD-A

YUNNAN BAIYAO GROUP CO LTD-A

ZHANGZHOU PIENTZEHUANG PHARMACEUTICAL CO LTD-A
ZHEJIANG CONBA PHARMACEUTICAL CO LTD-A

ZHEJIANG HUAHAI PHARMACEUTICAL CO LTD-A
ZHEJIANG NHU CO LTD-A

Hong Kong &i#&

3SBIO INC

ALIBABA HEALTH INFORMATION TECHNOLOGY LTD
CHINA MEDICAL SYSTEM HLDGS LTD

CHINA RESOURCES PHARMACEUTICAL GROUP LTD
CHINA TRADITIONAL CHINESE MEDICINE HLDGS CO LTD
CSPC PHARMACEUTICAL GROUP LTD

HANSOH PHARMACEUTICAL GROUP CO LTD

INNOVENT BIOLOGICS INC (B)

PING AN HEALTHCARE AND TECHNOLOGY CO LTD
SHANDONG WEIGAO GROUP MEDICAL POLYMER CO LTD-H
SINO BIOPHARMACEUTICAL LTD

SINOPHARM GROUP CO LTD-H

WUXI BIOLOGICS CAYMAN INC

74

Holding

FRE

980
1,200

300
2,750
1,478
1,900

1,500
8,000
4,000
2,500
4,000
12,000
2,000
1,000
600
4,000
10,500
6,400
1,500

% of
Fair Value net assets
AFE (HEEFRE
ZEAH

HKD

BT
103,812 2.33%
123,446 2.77%
56,009 1.26%
16,586 0.37%
54,993 1.23%
60,631 1.36%
3,046,903 68.29%
14,730 0.33%
180,800 4.04%
36,520 0.82%
11,175 0.25%
14,960 0.34%
175,680 3.93%
73,000 1.64%
57,500 1.29%
70,740 1.59%
68,960 1.55%
153,300 3.44%
126,976 2.85%
212,700 4.76%
1,197,041 26.83%




BOCIP Asset Management Investment Funds

TREAHEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) (continued) &#H4 (REFZ) ()

AS AT 30TH JUNE 2020 X =Z —Z4 X AH

BOCIP China Health Care Fund (continued) FERHETEREEELS (&)

Holding
BRE

United States of America %E
BEIGENE LTD-ADR 100

TOTAL INVESTMENTS PORTFOLIO #R&# &M

OTHER NET ASSETS Hftt &&EEE

NET ASSETS AS AT 30 JUNE 2020
RE-B-FFEAAMANFEERT

TOTAL INVESTMENT, AT COST R&# % - A E

Note: Investments are accounted for on a trade-date basis.
Mt - REERHBEEAR -

% of
Fair Value net assets
AFE (HEEFE
ZEAH

HKD

BT
146,019 3.27%
146,019 3.27%
4,389,963 98.39%
71,875 1.61%
4,461,838 100.00%

3,128,816
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TREAHEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) (continued) &#H4 (REFZ) ()
AS AT 30TH JUNE 2020 A== =ZF X AHH

BOCIP Hong Kong Value Fund F#{RHEEEEES

Holding Fair Value
FRE AFE
HKD
BT
Listed / Quoted Investments (%) Lt ##RE (%)
Equity Securities [RZ & %
Hong Kong &%
AIA GROUP LTD 6,600 477,182
BANK OF CHINA LTD-H 71,000 203,770
BOC AVIATION LTD 3,400 168,300
BOC HONG KONG (HLDGS) LTD 12,500 308,125
CHINA CONSTRUCTION BANK CORP-H 30,000 188,100
CHINA LIFE INSURANCE CO LTD-H 5,000 78,000
CHINA LITERATURE LTD 7,000 365,400
CHINA MACHINERY ENGINEERING CORP-H 40,000 81,600
CHINA MOBILE LTD 2,500 130,750
CHINA OVERSEAS LAND & INVESTMENT LTD 16,000 375,200
CHINA RESOURCES LAND LTD 8,000 234,800
CHINA TELECOM CORP LTD-H 46,000 99,820
CITIC TELECOM INTL HLDGS LTD 41,000 100,860
CK ASSET HLDGS LTD 7,236 334,303
CK HUTCHISON HLDGS LTD 4,000 199,200
CK INFRASTRUCTURE HLDGS LTD 4,000 159,600
CLP HLDGS LTD 4,000 304,000
HANG SENG BANK LTD 1,400 182,140
HENDERSON LAND DEVELOPMENT CO LTD 11,618 341,569
HSBC HLDGS PLC 12,400 448,880
INDUSTRIAL & COMMERCIAL BK OF CHINA-H 51,000 239,700
MANULIFE FINANCIAL CORP 700 72,100
MTR CORP LTD 8,000 321,200
NEW WORLD DEVELOPMENT CO LTD 8,500 312,800
NWS HLDGS LTD 16,000 107,040
PCCW LTD 46,000 203,320
PETROCHINA CO LTD-H 32,000 82,240
PING AN INSURANCE GROUP CO OF CHINA LTD-H 2,000 155,000
POWER ASSETS HLDGS LTD 3,000 126,450
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% of

net assets
HEEFRE
ZEAH

6.01%
2.56%
2.11%
3.87%
2.36%
0.98%
4.59%
1.03%
1.64%
4.71%
2.95%
1.25%
1.27%
4.20%
2.50%
2.01%
3.82%
2.29%
4.29%
5.64%
3.01%
0.91%
4.04%
3.93%
1.35%
2.56%
1.03%
1.95%
1.59%



BOCIP Asset Management Investment Funds

TREAHEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) (continued) #&4A4 (REEX) (F)
AS AT 30TH JUNE 2020 A== =ZF X AHH

BOCIP Hong Kong Value Fund (continued) T RZHEBEEES (&)

% of
Holding Fair Value net assets
BRE AFE HEERE
ZEA

HKD

BT
STANDARD CHARTERED PLC 4,100 168,510 2.12%
SUN HUNG KAI PROPERTIES LTD 4,000 395,800 4.97%
SWIRE PROPERTIES LTD 10,800 212,544 2.67%
TENCENT HLDGS LTD 500 249,300 3.13%
WHARF HLDGS LTD 6,000 94,560 1.19%
WHARF REAL ESTATE INVESTMENT CO LTD 6,000 222,000 2.79%

7,744,162 97.32%

Derivatives T4 T A
Foreign currency forward contracts MNEERMEH

Buy CNY22,000 Sell HKD24,038
EA22,000 A\R# R HET 24,038/ 7T

counterparty: BNY Mellon ¥/F7 : BNY Mellon 48 0.00%
TOTAL INVESTMENTS PORTFOLIO #R&EASHEEE 7,744,210 97.32%
OTHER NET ASSETS Hth&EFE 213,395 2.68%

NET ASSETS AS AT 30 JUNE 2020
REB-EFEXAMANFEERE 7,957,605 100%

TOTAL INVESTMENT, AT COST R&E#E5 - IREAE 9,185,467

Note: Investments are accounted for on a trade-date basis.
Mi5E - RERRHBEEAIR ©
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BOCIP Asset Management Investment Funds

TREAHEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) (continued) &#H4 (REFZ) ()
AS AT 30TH JUNE 2020 A== =ZF X AHH

BOCIP Hong Kong Low Volatility Equity Fund F#RHESEEEREZES

% of
Holding Fair Value net assets
BRE DFE HEEFE
ZEAL
HKD
BT
Listed / Quoted Investments (%) L ##E (%)
Equity Securities 7 %
Hong Kong &#&
AGRICULTURAL BANK OF CHINA LTD-H 204,000 636,480 4.67%
ANHUI CONCH CEMENT CO LTD-H 13,500 704,700 5.17%
ANHUI EXPRESSWAY CO LTD-H 26,000 93,080 0.68%
BANK OF CHINA LTD-H 188,000 539,560 3.96%
BANK OF COMMUNICATIONS CO LTD-H 3,000 14,340 0.11%
BANK OF EAST ASIA LTD 4,000 70,800 0.52%
BEIJING ENTERPRISES HLDGS LTD 500 12,950 0.10%
CAFE DE CORAL HLDGS LTD 6,000 96,240 0.71%
CHINA CINDA ASSET MANAGEMENT CO LTD-H 1,000 1,520 0.01%
CHINA CONSTRUCTION BANK CORP-H 10,000 62,700 0.46%
CHINA EAST EDUCATION HLDGS LTD 19,500 273,390 2.01%
CHINA LIFE INSURANCE CO LTD-H 38,000 592,800 4.35%
CHINA MOBILE LTD 19,000 993,700 7.30%
CHINA PETROLEUM & CHEMICAL CORP-H 90,000 290,700 2.13%
CHINA POWER INTL DEVELOPMENT LTD 446,000 633,320 4.65%
CHINA RAILWAY GROUP LTD-H 1,000 3,980 0.03%
CHINA REINSURANCE GROUP CORP-H 173,000 136,670 1.00%
CHINA TELECOM CORP LTD-H 6,000 13,020 0.10%
CHINA ZHONGWANG HLDGS LTD 1,200 1,752 0.01%
CLP HLDGS LTD 2,500 190,000 1.39%
CRRC CORP LTD-H 110,000 359,700 2.64%
DAH SING FINANCIAL HLDGS LTD 7,200 156,240 1.15%
DATANG INTL POWER GENERATION CO LTD-H 2,000 2,020 0.01%
GUANGDONG INVESTMENT LTD 22,000 292,600 2.15%
HANG SENG BANK LTD 1,800 234,180 1.72%
HONG KONG & CHINA GAS CO LTD 16,910 202,920 1.49%
INDUSTRIAL & COMMERCIAL BK OF CHINA-H 165,000 775,500 5.69%
KERRY LOGISTICS NETWORK LTD 10,500 108,150 0.79%
KERRY PROPERTIES LTD 500 10,000 0.07%
KINGBOARD HLDGS LTD 39,000 783,900 5.75%
LEGEND HLDGS CORP-H 100 905 0.01%
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TREAHEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) (continued) &#H4 (REFZ) ()

AS AT 30TH JUNE 2020 X =Z —Z4 X AH

BOCIP Hong Kong Low Volatility Equity Fund (continued) FH&®HBEBENERZES (F)

Holding
BRE
L'OCCITANE INTL SA 20,250
MTR CORP LTD 5,500
PCCW LTD 66,000
PETROCHINA CO LTD-H 50,000
POWER ASSETS HLDGS LTD 2,000
SHANGHAI INDUSTRIAL HLDGS LTD 1,000
SHANGHAI INDUSTRIAL URBAN DEVELOPMENT GROUP LTD 1,000
SHANGRI-LA ASIA LTD 2,000
SHENZHEN EXPRESSWAY CO LTD-H 60,000
SHENZHEN INTL HLDGS LTD 18,500
SUN HUNG KAI PROPERTIES LTD 4,000
SWIRE PACIFIC LTD ‘A’ 500
TENCENT HLDGS LTD 2,100
TOWNGAS CHINA CO LTD 10,000
XIAOMI CORP-CLASS B SHARE 48,600
Real Estate Investment Trust B EREETES
Hong Kong &#
CHAMPION REAL ESTATE INVESTMENT TRUST 3,000

TOTAL INVESTMENTS PORTFOLIO REHASHEE

OTHER NET ASSETS Hftt & EFE

NET ASSETS AS AT 30 JUNE 2020
R-Z-ZZFSAMBNBEELR

TOTAL INVESTMENT, AT COST RE#% & IREAE

Note: Investments are accounted for on a trade-date basis.
MiEE - REEZHBEEAIR -

% of
Fair Value net assets
AFE GHEERE
ZEAH

HKD

BT
262,845 1.93%
220,825 1.62%
291,720 2.14%
128,500 0.94%
84,300 0.62%
11,920 0.09%
890 0.01%
13,320 0.10%
470,400 3.45%
228,290 1.68%
395,800 2.91%
20,550 0.15%
1,047,060 7.69%
35,000 0.26%
624,024 4.58%
12,123,261 89.00%
12,090 0.09%
12,090 0.09%
12,135,351 89.09%
1,485,891 10.91%
13,621,242 100%

14,574,749
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INVESTMENT PORTFOLIO (UNAUDITED) (continued) #&#H4 (REHFXK) ()

AS AT 30TH JUNE 2020 X =Z —Z4 X AH

BOCIP Shenzhen Growth Fund FHERHEFIIERES

Listed / Quoted Investments (%) Lt ##RE (%)
Equity Securities [RZ 3 %
China #H

ANHUI TRUCHUM ADVANCED MATERIALS & TECHNOLOGY
CO-A

ANHUI ZHONGDING SEALING PARTS CO LTD-A

BEIJING DABEINONG TECHNOLOGY GROUP CO LTD-A

BEIJING NEW BUILDING MATERIALS PLC-A

BEIJING ORIENT NATIONAL COMMUNICATION SCIENCE &
TECHNOLOGY CO LTD-A

BEIJING ORIGINWATER TECHNOLOGY CO LTD-A

BEIJING SHIJI INFORMATION TECHNOLOGY CO LTD-A

BEIJING SHUZHI TECHNOLOGY CO LTD-A

BEIJING THUNISOFT CORP LTD-A

BEIJING ZHONGKE SANHUAN HIGH-TECH CO LTD-A

BLUEFOCUS COMMUNICATION GROUP CO LTD-A

CHINA RESOURCES SANJIU MEDICAL & PHARMACEUTICAL CO
LTD-A

CHINA TRANSINFO TECHNOLOGY CO LTD-A

CHINA VANKE CO LTD-A

CSG SMART SCIENCE & TECHNOLOGY CO LTD-A

FOCUS MEDIA INFORMATION TECHNOLOGY CO LTD-A

FOCUSED PHOTONICS HANGZHOU INC-A

FOSHAN NATIONSTAR OPTOELECTRONICS CO LTD-A

FUJIAN STAR-NET COMMUNICATION CO LTD-A

GANSU JINGYUAN COAL INDUSTRY AND ELECTRICITY POWER
CO LTD-A

GENIMOUS TECHNOLOGY CO LTD-A

GLOBAL TOP E-COMMERCE CO LTD-A

GOERTEK INC-A

GOLDCARD SMART GROUP CO LTD-A

GREE ELECTRIC APPLIANCES INC-A
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Holding
BRE

7,900
3,500
26,100
4,300

10,800
6,300
1,400
8,700
3,700
8,700

10,600

3,300
2,900
7,200
1,000
4,200
1,400
6,500
3,800

38,298
9,360
2,300
1,600
5,000
1,200

Fair Value
AFE

HKD
BT

80,913

30,129
260,738
100,578

146,974
56,097
59,920
77,849

114,459
93,305
90,666

105,632
76,291
206,388
8,893
25,654
25,684
82,683
147,222

93,234
87,656
16,369
51,514
82,519
74,441

% of

net assets
HEEFRE
2B

1.04%
0.39%
3.37%
1.30%

1.89%
0.72%
0.77%
1.00%
1.47%
1.20%
1.17%

1.36%
0.98%
2.67%
0.11%
0.33%
0.33%
1.06%
1.90%

1.20%
1.13%
0.21%
0.66%
1.06%
0.96%
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TREAHEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) (continued) #&#H4 (REHFXK) ()

AS AT 30TH JUNE 2020 X =Z —Z4 X AH

BOCIP Shenzhen Growth Fund (continued) H#RFHFIIERES (&)

Holding
BRE
GRG BANKING EQUIPMENT CO LTD-A 6,000
GUANGZHOU HAIGE COMMUNICATIONS GROUP INC CO-A 10,400
GUOSEN SECURITIES CO LTD-A 14,300
HAKIM UNIQUE INTERNET CO LTD-A 7,700
HAND ENTERPRISE SOLUTIONS CO LTD-A 2,300
HANG ZHOU GREAT STAR INDUSTRIAL CO LTD-A 3,200
HOLITECH TECHNOLOGY CO LTD-A 6,700
HUADONG MEDICINE CO LTD-A 7,300
HYUNION HLDG CO LTD-A 6,500
JIUGUI LIQUOR CO LTD-A 1,200
JOYOUNG CO LTD-A 2,400
MIDEA GROUP CO LTD-A 6,696
NINGBO HUAXIANG ELECTRONIC CO LTD-A 1,400
OFILM GROUP CO LTD-A 1,600
SHANDONG REALCAN PHARMACEUTICAL CO LTD-A 2,070
SHANGDONG NEW BEIYANG INFORMATION TECHNOLOGY CO
LTD-A 2,000
SHANGHAI 2345 NETWORK HLDG GROUP CO LTD-A 7,605
SHENGDA MINING CO LTD-A 5,500
SHENZHEN AIRPORT CO LTD-A 23,400
SHENZHEN JINJIA COLOR PRINTING GROUP CO LTD-A 10,900
SHENZHEN MTC CO LTD-A 20,700
SHENZHEN NOPOSION AGROCHEMICALS CO LTD-A 15,300
SHENZHEN SUNLORD ELECTRONICS CO LTD-A 4,800
SHENZHEN TELLUS HLDG CO LTD-A 3,700
SHENZHEN YINGHE TECHONOLOGY CO LTD-A 4,650
SHENZHEN YITOA INTELLIGENT CONTROL CO LTD-A 2,800
SHENZHEN YSSTECH INFO-TECH CO LTD-A 7,000
SHENZHEN YUTO PACKAGING TECHNOLOGY CO LTD-A 4,000
SIEYUAN ELECTRIC CO LTD-A 1,800
SONGCHENG PERFORMANCE DEVELOPMENT CO LTD-A 6,172
SUMAVISION TECHNOLOGIES CO LTD-A 3,800
TANGRENSHEN GROUP CO LTD-A 10,500
TECON BIOLOGY CO LTD-A 8,500
UNISPLENDOUR CORP LTD-A 1,176

Fair Value
AFE

HKD
BT

85,140
147,575
177,199

51,085

24,263

41,688

38,573
202,530

41,413
100,680

98,088
439,025

23,704

32,266

12,167

22,349
23,434
70,867

196,558

106,500

112,362
99,661

131,328
74,372

162,561
16,396
71,695

120,669
40,385

117,089
19,794

109,616

150,069
55,427

% of

net assets
HEEFE
ZEA

1.10%
1.90%
2.28%
0.66%
0.31%
0.54%
0.50%
2.62%
0.53%
1.30%
1.26%
5.65%
0.31%
0.42%
0.16%

0.29%
0.30%
0.91%
2.53%
1.37%
1.45%
1.28%
1.69%
0.96%
2.09%
0.21%
0.92%
1.55%
0.52%
1.51%
0.25%
1.41%
1.93%
0.71%
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INVESTMENT PORTFOLIO (UNAUDITED) (continued) #&#H4 (REHFXK) ()

AS AT 30TH JUNE 2020 X =Z —Z4 X AH

BOCIP Shenzhen Growth Fund (continued) H#RFHFIIERES (&)

VALIANT CO LTD-A

WEIFU HIGH-TECHNOLOGY GROUP CO LTD-A

WENS FOODSTUFFS GROUP CO LTD-A

WUS PRINTED CIRCUIT KUNSHAN CO LTD-A

XGD INC-A

XIAMEN COMFORT SCIENCE & TECHNOLOGY GROUP CO LTD-A
XIAMEN MEIYA PICO INFORMATION CO LTD-A

XJ ELECTRIC CO LTD-A

YANTAI DONGCHENG BIOCHEMICALS CO LTD-A

YUNNAN BAIYAO GROUP CO LTD-A

YUNNAN HONGXIANG YIXINTANG PHARMACEUTICAL CO LTD-A
ZHEJIANG DAHUA TECHNOLOGY CO LTD-A

ZHEJIANG HUAFENG SPANDEX CO LTD-A

ZHEJIANG JINGXIN PHARMACEUTICAL CO LTD-A

ZHEJIANG NHU CO LTD-A

ZHEJIANG SEMIR GARMENT CO LTD-A

ZHEJIANG SUPOR COOKWARE CO LTD-A

ZHONGSHAN BROAD OCEAN MOTOR CO LTD-A

ZTE CORP-A

TOTAL INVESTMENTS PORTFOLIO R&EMAA#EH

OTHER NET ASSETS Hftt & EFE

NET ASSETS AS AT 30 JUNE 2020
RoB-EFAAMBNFEERE

TOTAL INVESTMENT, AT COST R&# % A E

Note: Investments are accounted for on a trade-date basis.
It - IRERR HBELEANR ©
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Holding

FRE

5,700
2,600
2,520
5,700
4,996
1,800
2,080
2,300
4,400
1,600
3,600
7,900
22,500
2,291
5,780
7,200
1,690
4,300
2,000

% of
Fair Value net assets
AFE HEEFE
ZESL

HKD

BT
107,323 1.38%
58,962 0.76%
60,242 0.78%
156,140 2.01%
75,331 0.97%
21,653 0.28%
45,231 0.58%
33,293 0.43%
101,084 1.30%
164,594 2.12%
146,501 1.89%
166,418 2.14%
125,094 1.61%
26,856 0.35%
184,445 2.38%
55,663 0.72%
131,580 1.69%
17,022 0.22%
88,013 1.13%
7,177,782 92.44%
7,177,782 92.44%
586,998 7.56%
7,764,780 100%

6,496,303



BOCIP Asset Management Investment Funds

TREAHEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) (continued) #&#H4 (REHFXK) ()
AS AT 30TH JUNE 2020 A== =ZF X AHH

BOCIP China-A Small and Mid Cap Fund F#RETEARP/NEEES

Holding Fair Value
BRE AFE
HKD
BT
Listed / Quoted Investments (%) L ##E (%)
Equity Securities 7 %
China HE
ANHUI SUN-CREATE ELECTRONICS CO LTD-A 6,500 282,976
BEIJING HUALIAN DEPARTMENT STORE CO LTD-A 137,000 283,941
BEIJING JINGXI TOURISM DEVELOPMENT CO LTD-A 40,900 274,935
BEIJING KONRUNS PHARMACEUTICAL CO LTD-A 7,400 314,529
BLUEDON INFORMATION SECURITY TECHNOLOGY CO LTD-A 63,600 279,671
CANGZHOU DAHUA CO LTD-A 30,800 285,399
CHANGZHOU QIANHONG BIOPHARMA CO LTD-A 55,900 264,814
CHINA TUNGSTEN & HIGHTECH MATERIALS CO LTD-A 44,500 290,839
FIRST TRACTOR CO LTD-A 28,600 289,790
FOSHAN NATIONSTAR OPTOELECTRONICS CO LTD-A 22,500 286,211
FUJIAN DONGBAI GROUP CO LTD-A 54,700 290,921
GANSU JINGYUAN COAL INDUSTRY AND ELECTRICITY POWER
CO LTD-A 112,900 274,848
GEM-YEAR INDUSTRIAL CO LTD-A 42,900 254,978
GOLDCARD SMART GROUP CO LTD-A 16,600 273,962
GOLDENMAX INTL TECHNOLOGY LTD-A 31,000 309,689
GUANGXI WUZHOU COMMUNICATIONS CO LTD-A 69,400 266,363
GUANGYUYUAN CHINESE HERBAL MEDICINE CO LTD-A 21,000 323,089
GUANGZHOU HOLIKE CREATIVE HOME CO LTD-A 18,400 286,720
HAKIM UNIQUE INTERNET CO LTD-A 41,300 274,000
HE BEI CHENG DE LOLO CO LTD-A 41,000 314,722
HENAN LINGRUI PHARMACEUTICAL CO LTD-A 29,900 306,569
HENAN REBECCA HAIR PRODUCTS CO LTD-A 56,000 184,228
HENAN SENYUAN ELECTRIC CO LTD-A 45,400 248,429
HENAN YUGUANG GOLD & LEAD CO LTD-A 66,200 284,570
HUBEI FUXING SCIENCE AND TECHNOLOGY CO LTD-A 47,800 275,190
HUNAN NEW WELLFUL CO LTD-A 27,400 277,030
INNER MONGOLIA HOTISION & MONSOD DROUGHT-
RESISTANCE GREENING CO LTD-A 88,500 261,061
INSPUR SOFTWARE CO LTD-A 13,900 281,989
JIANGSU ETERN CO LTD-A 59,600 275,806

% of

net assets
HEEFRE
ZESL

1.32%
1.32%
1.28%
1.46%
1.30%
1.33%
1.24%
1.36%
1.35%
1.34%
1.36%

1.28%
1.19%
1.28%
1.43%
1.24%
1.51%
1.34%
1.28%
1.46%
1.43%
0.86%
1.16%
1.33%
1.28%
1.29%

1.22%
1.32%
1.29%
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INVESTMENT PORTFOLIO (UNAUDITED) (continued) #&#H4 (REHFXK) ()
AS AT 30TH JUNE 2020 A== =ZF X AHH

BOCIP China-A Small and Mid Cap Fund (continued) FERHEPHEART N EEES (K)

% of
Holding Fair Value net assets
BRE AFE HEEFE
2B
HKD
BT
JIANGSU HUACHANG CHEMICAL CO LTD-A 49,300 257,876 1.20%
JIANGSU JIANGYIN RURAL COMMERCIAL BANK CO LTD-A 62,200 268,058 1.25%
JIANGSU ZHANGIIAGANG RURAL COMMERCIAL BANK CO

LTD-A 46,800 295,607 1.38%
JIANGSU ZHONGLI GROUP CO LTD-A 42,900 258,741 1.21%
JIANGSU ZIJIN RURAL COMMERCIAL BANK CO LTD-A 61,700 286,201 1.34%
JIANGXI LIANCHUANG OPTOELECTRONIC SCIENCE &

TECHNOLOGY CO LTD-A 18,400 312,547 1.46%
JIANGZHONG PHARMACEUTICAL CO LTD-A 25,680 355,949 1.66%
JILIN ZIXIN PHARMACEUTICAL INDUSTRIAL CO LTD-A 58,000 282,395 1.32%
KEDA GROUP CO LTD-A 63,600 336,860 1.57%
KINGSIGNAL TECHNOLOGY CO LTD-A 27,500 288,596 1.35%
KUNSHAN KERSEN SCIENCE & TECHNOLOGY CO LTD-A 22,800 303,778 1.42%
MACROLINK REAL ESTATE CO LTD -A 94,000 326,763 1.52%
NANJING CHERVON AUTO PRECISION TECHNOLOGY CO LTD-A 16,000 303,362 1.42%
NANJING REDSUN CO LTD-A 28,500 248,148 1.16%
NINGBO CONSTRUCTION CO LTD-A 43,200 225,495 1.05%
NINGBO YUNSHENG CO LTD-A 44,500 278,151 1.30%
RAISECOM TECHNOLOGY CO LTD-A 21,200 271,534 1.27%
SANXIANG CO LTD-A 64,500 299,896 1.40%
SHANDONG LONGDA MEAT FOODSTUFF CO LTD-A 31,200 288,764 1.35%
SHANDONG MINHE ANIMAL HUSBANDRY CO LTD-A 10,700 260,250 1.21%
SHANDONG XIANTAN CO LTD-A 18,600 270,256 1.26%
SHANDONG XINHUA PHARMACEUTICAL CO LTD-A 25,000 282,921 1.32%
SHANGHAI AJ CORP-A 32,300 281,589 1.31%
SHANGHAI FENGYUZHU EXHIBITION CO LTD-A 18,000 384,312 1.79%
SHANGHAI LA CHAPELLE FASHION CO LTD-A 81,200 272,473 1.27%
SHANGHAI LANSHENG CORP-A 26,000 298,230 1.39%
SHANGHAI SHENDA CO LTD-A 51,500 282,938 1.32%
SHENZHEN DANBOND TECHNOLOGY CO LTD-A 27,800 294,183 1.37%
SHENZHEN ELLASSAY FASHION CO LTD-A 21,400 302,256 1.40%
SHINVA MEDICAL INSTRUMENT CO LTD-A 16,200 276,421 1.29%
SINOSTEEL ANHUI TIANYUAN TECHNOLOGY CO LTD-A 34,100 256,148 1.20%
SINOSTEEL ENGINEERING & TECHNOLOGY CO LTD-A 59,900 258,146 1.20%
SQUARE TECH GROUP CO LTD-A 16,800 247,418 1.15%
SULI CO LTD-A 14,300 278,500 1.30%
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INVESTMENT PORTFOLIO (UNAUDITED) (continued) #&E4A4 (REEX) (H)
AS AT 30TH JUNE 2020 A== =ZF X AHH

BOCIP China-A Small and Mid Cap Fund (continued) FEREPHEART PN EEES (K)

% of

Holding Fair Value net assets

BRE DAFE (HEEFRE

2B

HKD
BT

SUZHOU KEDA TECHNOLOGY CO LTD-A 26,000 261,450 1.22%

SUZHOU LONGIIE SPECIAL FIBER CO LTD-A 11,300 278,189 1.30%

T&S COMMUNICATIONS CO LTD-A 12,100 265,376 1.24%

TAIHAI MANOIR NUCLEAR EQUIPMENT CO LTD-A 55,700 258,370 1.21%

TONGHUA GOLDEN-HORSE PHARMACEUTICAL INDUSTRY CO

LTD-A 46,500 245,780 1.15%

TUNGHSU AZURE RENEWABLE ENERGY CO LTD-A 85,000 274,039 1.28%

WG TECH JIANG XI CO LTD-A 8,200 292,872 1.37%

XILINMEN FURNITURE CO LTD-A 21,100 248,272 1.16%

XINJIANG YILITE INDUSTRY CO LTD-A 17,600 381,560 1.78%
ZHEJIANG GRANDWALL ELECTRIC SCIENCE&TECHNOLOGY CO

LTD-A 14,600 311,880 1.46%

ZHEJIANG YANKON GROUP CO LTD-A 69,800 271,725 1.27%

ZHONGFU STRAITS PINGTAN DEVELOPMENT CO LTD-A 110,000 312,420 1.46%

21,253,964 99.16%

TOTAL INVESTMENTS PORTFOLIO #R&#A&#EH 21,253,964 99.16%

OTHER NET ASSETS Hftt & &EEE 180,101 0.84%

NET ASSETS AS AT 30 JUNE 2020
REZ-ZZFASAMBNBEELR 21,434,065 100%

TOTAL INVESTMENT, AT COST & #% - A E 21,297,028

Note: Investments are accounted for on a trade-date basis.
Mt - AR HBEEAIR -
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INVESTMENT PORTFOLIO (UNAUDITED) (continued) #&#H4 (REHFXK) ()
AS AT 30TH JUNE 2020 A== =ZF X AHH

BOCIP Asia Quality Equity Fund 78RBS NEERELES

% of
Holding Fair Value net assets
FRE AFE (HEEFE
ZHESHL
UsD
EH
Listed / Quoted Investments (%) Lt ##RE (%)
Equity Securities R4 &%
China #E
ZHONGIJIN GOLD CORP LTD-A 139,918 180,942 6.12%
180,942 6.12%
Hong Kong &i#&
AGRICULTURAL BANK OF CHINA LTD-H 63,000 25,361 0.86%
CHINA COMMUNICATIONS SERVICES CORP-H 52,000 32,339 1.09%
CHINA CONSTRUCTION BANK CORP-H 39,000 31,550 1.07%
CHINA EVERBRIGHT LTD 16,000 23,163 0.78%
CHINA HUARONG ASSET MANAGEMENT CO LTD-H 76,000 7,649 0.26%
CHINA MERCHANTS PORTS HLDGS CO LTD 14,000 16,546 0.56%
CHINA MINSHENG BANKING CORP LTD-H 42,000 28,829 0.98%
CHINA RESOURCES POWER HLDGS CO 2,000 2,351 0.08%
CHINA SHENHUA ENERGY CO LTD-H 27,500 43,004 1.46%
CHINA STATE CONSTRUCTION INTL HLDGS LTD 26,000 15,163 0.51%
CK ASSET HLDGS LTD 4,000 23,844 0.81%
FUYAO GLASS INDUSTRY GROUP CO LTD-H 8,400 20,007 0.68%
HANG SENG BANK LTD 1,400 23,501 0.80%
HENGAN INTL GROUP CO LTD 3,000 23,495 0.80%
HKT TRUST AND HKT LTD 28,000 40,968 1.39%
HSBC HLDGS PLC 18,800 87,809 2.97%
HUANENG POWER INTL INC-H 2,000 751 0.03%
HUATAI SECURITIES CO LTD-H 17,600 28,022 0.95%
INDUSTRIAL & COMMERCIAL BK OF CHINA-H 44,000 26,682 0.90%
KINGBOARD HLDGS LTD 64,000 165,977 5.61%
KUNLUN ENERGY CO LTD 70,000 45,339 1.53%
LEE & MAN PAPER MANUFACTURING LTD 28,000 15,029 0.51%
LENOVO GROUP LTD 180,000 99,633 3.37%
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INVESTMENT PORTFOLIO (UNAUDITED) (continued) #&#H4 (REHFXK) ()
AS AT 30TH JUNE 2020 A== =ZF X AHH

BOCIP Asia Quality Equity Fund (continued) F#ERBEMNEERELS (&)

% of
Holding Fair Value net assets
BRE AFE (HEEFE
ZEDL
usD
E
PICC PROPERTY & CASUALTY CO LTD-H 27,000 22,261 0.75%
POWER ASSETS HLDGS LTD 4,000 21,754 0.74%
TENCENT HLDGS LTD 3,200 205,862 6.96%
YUE YUEN INDUSTRIAL HLDG 8,500 12,919 0.44%
1,089,808 36.89%
Indonesia EIfE
ADARO ENERGY TBK 100 7 0.00%
7 0.00%
Korea &3
AMOREPACIFIC CORP 498 69,348 2.35%
CHEIL WORLDWIDE INC 6,469 88,200 2.99%
E-MART CO LTD 728 63,852 2.16%
KT&G CORP 1,177 76,519 2.59%
SK HYNIX INC 1,053 74,498 2.52%
372,417 12.61%
Malaysia BFRAE
SIME DARBY BHD 65,000 32,614 1.10%
32,614 1.10%
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INVESTMENT PORTFOLIO (UNAUDITED) (continued) #&#H4 (REHFXK) ()

AS AT 30TH JUNE 2020 X =Z —Z4 X AH

BOCIP Asia Quality Equity Fund (continued) F#ERBEMNEERELS (&)

Holding
BHRE

Philippines JEZE
GLOBE TELECOM INC 125
PLDT INC 130
Singapore %
DBS GROUP HLDGS LTD 1,900
OVERSEA-CHINESE BANKING CORP LTD 3,900
SINGAPORE TELECOMMUNICATIONS LTD 26,100
UNITED OVERSEAS BANK LTD 1,800
Thailand %E
ADVANCED INFO SERVICE PCL-NVDR 3,400
BANPU PCL-NVDR 33,300
BTS GROUP HLDGS PCL-NVDR 74,500
CHAROEN POKPHAND FOODS PCL-NVDR 25,500
ELECTRICITY GENERATING PCL-NVDR 2,800
IRPC PCL-NVDR 88,700
PTT GLOBAL CHEMICAL PCL-NVDR 7,300
PTT PCL-NVDR 14,000
SIAM CEMENT PCL-NVDR 1,300

88

% of
Fair Value net assets
AFE HEEFE
ZESL

usD

E
5,193 0.18%
3,261 0.11%
8,454 0.29%
28,329 0.96%
25,160 0.85%
46,024 1.56%
26,102 0.88%
125,615 4.25%
20,351 0.69%
6,572 0.22%
27,238 0.92%
26,195 0.89%
22,376 0.76%
7,519 0.25%
10,924 0.37%
17,099 0.58%
15,478 0.52%
153,752 5.20%




BOCIP Asset Management Investment Funds

TREAHEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) (continued) #&#H4 (REHFXK) ()
AS AT 30TH JUNE 2020 A== =ZF X AHH

BOCIP Asia Quality Equity Fund (continued) F#ERBEMNEERELS (&)

% of
Holding Fair Value net assets
BRE AFE (HEEFE
ZESL

usD

E

United States of America %E

ALIBABA GROUP HLDG LTD-SPONSORED ADR 1,000 215,701 7.30%
CHUNGHWA TELECOM CO LTD-SPONSORED ADR 4,000 157,480 5.33%

373,181 12.63%

Real Estate Investment Trust B EREETES
Hong Kong &

LINK REAL ESTATE INVESTMENT TRUST 4,000 32,695 1.11%

32,695 1.11%

Singapore F/N#

ASCENDAS REAL ESTATE INVESTMENT TRUST 40,600 92,256 3.12%

92,256 3.12%

Collective Investment Schemes #EREMAS

Hong Kong &%

WISE-CSI 300 CHINA TRACKER 7,600 36,458 1.23%
WISE-SSE 50 CHINA TRACKER 3,000 10,227 0.35%
46,685 1.58%
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BOCIP Asset Management Investment Funds

TREAHEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) (continued) #&#H4 (REHFXK) ()
AS AT 30TH JUNE 2020 A== =ZF X AHH

BOCIP Asia Quality Equity Fund (continued) F#ERBEMNEERELS (&)

% of
Holding Fair Value net assets
BRE AFE HEEFE
ZESL
usb
EH
United States of America %E
ISHARES CORE MSCI TAIWAN ETF-USD 9,200 144,992 4.91%
144,992 4.91%
Derivatives 74T &
Warrants 2R EE
Thailand %E
BTS GROUP HLDGS PCL CALL WARRANTS 16FEB2021-NVDR,
issuer: BTS GROUP HLDGS PCL
17 A : BTS GROUP HLDGS PCL 7,451 275 0.01%
275 0.01%
TOTAL INVESTMENTS PORTFOLIO REMASHEEE 2,653,693 89.82%
OTHER NET ASSETS Hth&EFE 300,624 10.18%
NET ASSETS AS AT 30 JUNE 2020
R-B-EFXAMBNBEEELTE 2,954,317 100.00%

TOTAL INVESTMENT, AT COST & #% - A E 3,042,710

Note: Investments are accounted for on a trade-date basis.
Mt - AR HBEEAIR -
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BOCIP Asset Management Investment Funds

TREAHEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) (continued) #&#H4 (REHFXK) ()

AS AT 30TH JUNE 2020 X =Z —Z4 X AH

BOCIP USD Short Duration Bond Fund FS#RHETEFZENESES

Listed / Quoted Investments (%) Lt ##RE (%)
Fixed Rate Debt Securities &2 EKEH
United States of America :H

BANK OF CHINA LTD/MACAU 3M L+0.75% Q 20NOV2021

BANK OF COMMUNICATIONS CO LTD/HONG KONG 3M
L+0.75% Q 17MAY2021

BOC AVIATION LTD 3.25% S/A 29APR2025 REGS

BOCOM LEASING MANAGEMENT HONG KONG CO LTD 4% S/A
22JAN2022

CDBL FUNDING 2 3.75% S/A 11MAR2022

CGNPC INTL LTD 2.75% S/A 021UL2024

CHINA DEVELOPMENT BANK CORP 3M L+0.63% Q 12DEC2021

CHINA MENGNIU DAIRY CO LTD 3% S/A 18JUL2024

CHINA MERCHANTS BANK CO LTD/HONG KONG 3M L+0.775%
Q 26SEP2021

CHINA OVERSEAS FINANCE CAYMAN II LTD 5.5% S/A
10NOV2020

CITIGROUP INC 3M L+1.07% Q 08DEC2021

DAIMLER FINANCE NORTH AMERICA LLC 3% S/A 22FEB2021
REGS

DAIMLER FINANCE NORTH AMERICA LLC 3M L+0.45% Q
22FEB2021 REGS

EXPORT-IMPORT BANK OF MALAYSIA BHD 2.48% S/A
200CT2021

ICBCIL FINANCE CO LTD 3.125% S/A 15NOV2022

INVENTIVE GLOBAL INVESTMENTS LTD 3M L+0.85% Q
19SEP2021

JIC ZHIXIN LTD 3% S/A 24N0OV2022

JPMORGAN CHASE & CO 4.25% S/A 150CT2020

KOOKMIN BANK 3.625% S/A 230CT2021

KOREA EXPRESSWAY CORP 3.625% S/A 220CT2021 REGS

LG DISPLAY CO LTD 3.875% S/A 15NOV2021

MITSUBISHI UFJ FINANCIAL GROUP INC 3M L+0.7% Q
07MAR2022

MITSUBISHI UF] LEASE & FINANCE CO LTD 3.637% S/A
13APR2025 REGS

NATIONAL AUSTRALIA BANK LTD 3M L+0.71% Q
04NOV2021 REGS

SAUDI GOVERNMENT INTL BOND 2.9% S/A 220CT2025 REGS

Holding
BRE

1,000,000

1,000,000
200,000

800,000
1,000,000
1,000,000
1,000,000
1,400,000

350,000

1,000,000
1,000,000

1,000,000
1,000,000

1,000,000
510,000

520,000
1,000,000
500,000
1,000,000
1,000,000
1,000,000

1,000,000
1,000,000

1,000,000
500,000

Fair Value

AV

uUsbD
E

999,870

999,110
204,902

825,096
1,030,710
1,037,700

999,660
1,460,998

349,482

1,013,660
1,008,046

1,012,185
995,130

1,010,590
524,295

520,338
1,025,340
505,500
1,035,310
1,036,130
1,036,320

999,880
1,095,940

1,006,120
531,140

% of

net assets
hEERE
ZBDt

3.57%

3.56%
0.73%

2.94%
3.68%
3.69%
3.57%
5.20%

1.25%

3.62%
3.59%

3.61%
3.55%

3.60%
1.87%

1.86%
3.66%
1.80%
3.69%
3.70%
3.70%

3.57%
3.91%

3.59%
1.89%
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TRRBEEEEREES

INVESTMENT PORTFOLIO (UNAUDITED) (continued) #&#H4 (REHFXK) ()
AS AT 30TH JUNE 2020 A== =ZF X AHH

BOCIP USD Short Duration Bond Fund (continued) TR BETEFENESES (&)

% of
Holding Fair Value net assets
BRE DVE HEEFE
ZBDH
usb
ESH
SINOCHEM OVERSEAS CAPITAL CO LTD 4.5% S/A
12NOV2020 REGS 400,000 403,932 1.44%
SPIC LUXEMBOURG LATIN AMERICA RENEWABLE ENERGY
INVESTMENT CO SARL 4.25% S/A 300CT2021 1,000,000 1,028,040 3.66%
SWIRE PROPERTIES MTN FINANCING LTD 4.375% S/A
18JUN2022 520,000 546,244 1.95%
TENCENT HLDGS LTD 3M L+0.605% Q 19JAN2023 REGS 1,000,000 985,340 3.51%
WELLS FARGO & CO 4.6% S/A 01APR2021 500,000 515,485 1.84%
WHARF REIC FINANCE BVI LTD 2.375% S/A 07MAY2025 1,000,000 1,014,530 3.62%
26,757,023 95.42%
TOTAL INVESTMENTS PORTFOLIO #R&#A&#EE 26,757,023 95.42%
OTHER NET ASSETS Hftt & &EEE 1,283,209 4.58%

NET ASSETS AS AT 30 JUNE 2020
RIBZE2FXAMBNBEELE 28,040,232 100.00%

TOTAL INVESTMENT, AT COST &5 - IRERAE 26,111,112

Note: Investments are accounted for on a trade-date basis.
Mt - REERHBEEAIR -

Note: The unaudited interim financial statements have been prepared in accordance with Hong Kong
Financial Reporting Standards ("HKFRS") issued by the Hong Kong Institute of Certified Public Accountants
("HKICPA”) and the relevant disclosure provisions specified in Appendix E of the Code on Unit Trusts and
Mutual Funds of the Securities and Futures Commission of Hong Kong (“"SFC”). The accounting policies
applied are consistent with those of the annual financial statements for the year ended 31 December 2019,
as described in Note 2 of the annual financial statements.

MIEE : AREERTHRYBREDRETESHMASEMOEENBRELRELZSF AR EBEREZER ((FE
g HlIER(EERREBRESTADKEE AP HERBERTRE - IRANEHEREEZE_Z—NF+ZAM
—BIEFENFENBRE —% - FRFEMHRERMT2 -
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Supplemental information to the BOCIP Asset Management Investment Funds Interim Report as of 30 June 2020

BOCIP Asset Management Investment Funds

PREMEEERREES

INVESTMENT PORTFOLIO - SUPPLEMENTAL INFORMATION (NOTE) (UNAUDITED) SERS - MAER (ME) CREEZ)
— =

AS AT 30TH JUNE 2020 R_E_EFAMH

BOCIP HK Dollar Money Market Fund
hiRfRBTTEEMIZES

Days
H
Portfolio weighted average maturity in days S E A SRR e m R 29
Portfolio weighted average life in days KREHAGMNEFISB N 29
Fair Value % of Net Assets
~¥E WEEFREZABSLE

HKD

EIT
Daily liquid assets B H R EN & E 3,794,486 43.20%
Weekly liquid assets SR ENE E 4,320,933 49.19%

Note : BOCIP HK Dollar Money Market Fund (the “Sub-Fund”) is a feeder fund which invests 90% or more of its total
Net Asset Value in an underlying fund (the “master fund”) selected by the Manager from time to time. Currently, the
Manager has selected the BOCHK HK Dollar Money Market Fund, a sub-fund established under the BOCHK Investment
Funds, as the master fund for the Sub-Fund. The supplemental information presented above is calculated based on a
"see-through" approach adopted in the Sub-Fund's investment in the master fund.
Mzt : PRRBMEBTEEMSES ( "AOXES, ) A EMEES  HERBEEFENBEZZN T E
T“‘“ﬁ BEEEARSENNRBRES ( "TTEE, ) - BAl - ESREN T PREBREES PRI —E
NXEE - qﬂfE%,%,%_‘“”ﬂFﬁ%ﬁ% ERANXEETNTES - LEBETHBRERNERBERA I X ETY
FERENWERNBR FEABERE
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